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* EHAF APY Q2 KTB Futuresi= H|O|Ef T2 A|ES ChMEHLICH ZHAFEILICH

(EH21 - pt, %, A1)

35 A7t by X7t 37t T 2H| dETdE 0|27t Mgt M.Dur REE; 0] 2|27
NKTB009 11219 112.23 112.18 11221 0.03 0.868% 11221 0.00 2.82 71,232 425,231
NKTBO12 11203 112.03 112.03 112.03 -0.01 0.925% 112.08 -0.05 2.82 - -
10KTB0OO9  134.06 134.21 133.99 13417 0.21 1.338% 134.07 0.10 8.25 46,216 192,110
10KTB0O12 13353 133.53 133.53 13353 -0.02 1.396% 13373 -0.20 8.25 - -

X EUA, NHME 2| M| HE]

ol=HA 1% oy Jlad X NKTB009 10KTB009

ojsdaM 2KF NS 112.26 134.34
5MA 10MA 20MA 60MA 1XbA 8 112.23 134.26

NKTB 112.20 112.24 112.22 112.10 PIVOT PIVOT 112.21 134.12

10KTB 134.22 134.47 134.46 133.86 1XFX| K| 112.18 134.04

KTB3Y 0.820 0.810 0.808 0.833 2KFX| K| 112.16 133.90

KTB5Y 1.078 1.062 1.062 1100 Demark High 112.25 13430

KTB10Y 1352 1.327 1325 1.366 Low 112.20 134.08

EX : AEBWA NHME 2| MK ME EX : AEBA NHME 2| MK ME

Basket 2| E 1} SIX|H|E (EFO] + %, Fjok

M x|Hg 34 Sx|H S 34 YX|H S 34 Yx|H S
NKTB009 BT NKTB012 xol2 10KTB009 TS 10KTB012 1=
0N HX|H|& 10M IX|H|S 104 sx|H|S 104 sx|H|S
=1 19-7 0778 730 =1 20-3 0.815 884 =1 19-4 1330 2680 =1 20-4 1360 2890
20.8 25.2 76.3 824
=1 19-3 0723 >77 21 19-7 0.778 732 =21 19-8 1.347 276 21 19-8 1.347 2756
16.5 20.8 79.0 79.0
=1 20-1 1.074 L9 =1 20-1 1.074 122
405 405
EX: QEMA NHME 2| MX|MEH
dE 3l F0| (2] : %, %p) CRS/IRS (EE2] : %, %p)
27 HUH| 13| AZ=CiH| CRS IRS CRS-IRS
CcD91Y 0.670 -0.030 -0.090 -0.080 =74 HelH| =71z} HelH| Basis
EoH11d 0611 -0.004 0.019 0.015 144 0.070 -0.010 0.685 -0.028 -0.615
2014 0.667 -0.005 0.014 0.012 214 -0.025 0.000 0733 -0.033 -0.758
2734 0.815 -0.012 0.008 0.005 34 -0.015 0.000 0.780 -0.030 -0.795
2754 1.075 -0.012 0.022 0.017 4 -0.010 0.000 0.828 -0.030 -0.838
23104 1362 -0.011 0.056 0.043 544 0.015 0.000 0.858 -0.030 -0.843
23204 1.546 -0.011 0.035 0.032 74 0.135 -0.005 0.893 -0.030 -0.758
21304 1.548 -0.014 0.023 0.019 1044 0.240 -0.005 0.953 -0.028 -0.713
23504 1.548 -0.014 0.025 0.020 X EUA, NHME 2| M|

X QEUA, NHME 2| MK HE]

NKTB £X}xHE OHoj S & @9 oy 1OKTB RXIXHE OHOIj S (8191 : 7%h
UX} el=ol S EEX £ E=t!] 2 AR} o=l S8EXt £ 2y (i
o -759 9,942 2,414 -4,624 -930 oy -455 -452 601 -110 148

ES -5,470 13,309 -2,802 -7,379 241 15 -504 -3,077 1,728 -459 732

2% 9,958 20,832 -5,327 -7,495 -81 2% 12,811 -13,400 -657 -321 212

VES 5,376 16,089 6,425 -13,563 2,918 VES 28,427 -20,198 -3,469 2,757 -1,294

=x 305,833 -231,100 -39,602 -40,061 -14,331 =x 127,057 96,124 -6,924 -8,669 -6,956

EX:QZBWA NHME 2|MX|ME SN QZWA NHME 2| MK ME
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