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(EH21 - pt, %, A1)

55 A7t inb/; X7} Z7t M| 0|27t X7t M.Dur A 02N
NKTB0O09  112.00 112.03 111.96 111.97 0.00 112.00 -0.03 2.82 69,362 381,791
NKTB012  111.86 111.86 111.86 111.86 -0.13 111.88 -0.02 2.82 - -
10KTB009  133.29 133.49 133.13 133.26 0.09 133.22 0.04 8.24 56,647 158,476
10KTBO12  132.90 132.90 132.90 132.90 -0.44 132.97 -0.07 8.24 - -

EH QU2 NHAE 2| MK HE]

o|SE# (5ol % NKTB009 10KTB009

ojsdaM 2KF NS 112.06 133.65
5MA 10MA 20MA 60MA 1XFR| & 112,01 13346

NKTB 112.02 112.04 112.04 111.96 PIVOT 111.99 133.29

10KTB 133.36 133.38 133.52 133.26 1AFX|X| 111.94 133.10

KTB3Y 0.848 0.846 0.841 0.884 2KFR| X 111.92 132.93

KTB5Y 1.128 1.125 1116 1.147 High 112.00 13338

KTB10Y 1.401 1.397 1.384 1412 Low 111.93 133.02

X : UEUA, NHNE 2| M| HE] Mg Bl Mx e

Basket =9| E1} SUX|H| & (el %, 7ot

3M six|Hg 3M BIX|H|S 3M BR|H|S 3M R|H|S
NKTB009 »ol2 NKTB012 «olg *~ol2 10KTB012  +92
104 Sx|H|S 104 gx|H|S 104 Sx|H|S 104 R|H|S
=1 19-7 0.837 7> =7 20-3 0.853 o0 1.403 2966 =1 20-4 1415 2908
217 26.1 776 83.8
=1 19-3 0.780 003 23 19-7 0.837 7 1.415 277 =1 19-8 1415 277
173 217 80.3 80.3
21 20-1 1.148 143 21 20-1 1.148 s
415 415
=X QEUA NHME 2| MAUH
HE F2| F0| (2] : %, %p) (EE2] : %, %p)
27 HUH| 1Z=ChH| AZ=CfH]| CRS IRS CRS-IRS
CcD91Y 0.790 0.000 0.000 0.000 =743} HelH| =74 HUH| Basis
EoHA 0.647 -0.001 0.003 0.007 -0.045 0.010 0.788 0.000 -0.833
2314 0.704 -0.006 0.003 0.006 -0.135 0.005 0.830 0.003 -0.965
2734 0.854 -0.006 0.011 0.015 -0.135 0.000 0.875 0.000 -1.010
2354 1.149 0.003 0.033 0.044 -0.095 0.000 0.915 0.003 -1.010
21104 1418 -0.002 0.030 0.041 -0.025 0.000 0.940 0.003 -0.965
21204 1.594 0.003 0.029 0.044 0.095 0.000 0.958 0.000 -0.863
21304 1.602 0.004 0.023 0.037 0.210 0.000 1.000 0.003 -0.790
231504 1.603 0.002 0.021 0.033 ERERIE

=M QEUA, NHAE 2| MK HE]

NKTB EXXIE Ijj ST (ol Aoy 1OKTB EXtXHH mjof S8 (24912 7%
AR} Ql=el S8EXL A 2 53 AR} Q=9 =8Ext L3 oY =¥
=T} 4,624 1,713 912 -5,573 355 ooy 3,945 -2,446 -291 -529 -187

ES 11,035 -8,686 -3,044 3,319 -296 13 7,688 -6,553 -429 -394 -193

2% -944 162 -1,327 -3,527 -431 2% 5,245 -4,832 -746 -2,102 288

43 42,082 -30,957 -901 -2,524 -804 VES 14,711 -6,007 -2,572 -3,539 -815

LY 290,319  -244,836 33,716 -19,915 -11,005 C¥:] 97,803 -76,429 2,123 -6,378 -5,535
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HEAO|L SRS BEY 4+ USUITH SXRHS RHAlS] BEHDL Molsto] SXLS stofof 3j0, & A= SAt 2 UAEE ASE 4 AL 2|0 IMAES £ JtHuEEoz Qs Tzt
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