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Market Comment

108 794~11< Review

+&(DOW +1.2%, S&P500 +1.1%, NASDAQ +1.1%).
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=0 K| 7121 &
= ST 2078
X+ E7HpY) 1D 1W M 3M 6M 1Y YTD
VIX Index 20.46 -2.2% 6.5% 7.2% 64.2% 18.2% 22.6% 64.3%
L2t I|of Y| 5,335.94 0.8% 2.5% 14.0% 12.5% 50.4% 27.8%
e 42.863.86 1.0% 1.2% 5.2% 7.2% 12.8% 27.5% 13.7%
LIAE100 20,271.97 0.1% 1.2% 7.7% -0.3% 12.6% 33.5% 20.5%
S&P400 BF 3,153.59 1.6% 1.1% 7.0% 4.4% 8.8% 28.3% 13.4%
LI ACET 18,342.94 0.3% 1.1% 7.7% -0.3% 13.4% 35.1% 22.2%
S&P500 5,815.03 0.6% 1.1% 5.8% 3.6% 13.5% 33.7% 21.9%
S&P1500 &t 1,312.58 0.7% 1.1% 5.9% 3.6% 13.2% 33.2% 21.0%
S&P100 2,796.96 0.4% 1.0% 6.1% 2.6% 15.0% 36.3% 25.1%
24 2000 2,234.41 2.1% 1.0% 6.5% 4.0% 11.5% 28.8% 10.2%
S&P600 AYF 1,412.05 1.8% 0.3% 6.1% 4.6% 11.2% 25.4% 7.1%
Xt=&: Bloomberg, 7|83 2IMX|MIE. F:2024-10-11 7|&
HE LSE 7|12HE &
R = e

X+ 7Het) 1D W M 3M 6M 1Y YTD
Hr A S EH| 5,813.01 0.0% 5.1% 20.1% -0.9% 31.0% 103.6% 77.3%
25 1,070.38 3.5% 5.0% 6.0% 7.0% 4.1% 16.7% 7.3%
o 441.10 4.2% 4.9% 8.3% 7.1% 17.7% 53.5% 25.6%
S/ X 1,804.78 0.7% 1.7% 10.1% 10.7% 10.4% 29.8% 10.5%
XHEXH 1,289.74 1.6% 1.5% 10.1% 13.1% 14.8% 42.4% 26.0%
H| ok 1,475.25 1.0% 1.5% -1.1% 2.0% 11.4% 18.2% 15.6%
EPETe] 2.073.11 0.4% 1.4% ~0.8% 6 6% 10.1% 20.2% 9.2%
A U MEAMH|A 695.30 0.6% 1.4% 2.9% 9.3% 13.3% 27.3% 20.1%
25 4,721.22 1.1% 1.1% 5.5% 1.4% 6.0% 38.3% 21.4%
AIEQI0] 4,767.35 0.1% 1.1% 3.4% -1.3% 4.7% 27.4% 12.3%
S&P500 5,815.03 0.6% 1.1% 5.8% 3.6% 13.5% 33.7% 21.9%
=8 1,318.97 1.3% 1.1% 4.3% 10.5% 14.8% 36.4% 20.9%
EN| 605.33 0.7% 1.0% 6.1% 6.1% 6.9% 23.4% 12.2%
StEQI0] 4,194.25 -0.3% 0.9% 5.0% -0.2% 25.6% 25.7% 18.0%
IHEE 910.52 1.2% 0.8% -3.8% 3.1% 8.8% 18.7% 13.1%
A8 3 ey 864.86 0.4% 0.3% -3.5% 6.8% 11.3% 17.6% 8.4%
AZRE 894.28 0.2% 0.0% 1.0% 6.0% 14.9% 43.2% 26.8%
kez] 828.08 0.9% -0.1% 1.6% 11.6% 17.8% 36.3% 29.6%
2354t 27197 1.0% -0.4% -3.4% 8.2% 17.4% 26.6% 8.4%
ol x| 714.08 0.5% -0.5% 10.0% 3.1% -2.8% 6.4% 11.6%
UL AH|X/9l5 418.86 0.4% -0.6% 3.3% 11.1% 5.9% 18.1% -3.2%
QlIE{/0|C|0] 1,288.98 0.7% -1.4% 11.1% 0.3% 7.3% 34.9% 28.5%
s 145,93 0.5% -1.5% 0.7% 10.4% 21.0% 44 8% 22.7%
SEE 402.39 0.9% -2.6% 3.4% 11.2% 23.4% 35.1% 25.0%

skt U EE 123.39 -7.3%

XtZ: Bloomberg, 7|83 2|MX|MIE. F: 2024-10-11 7|&
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= AO|2 gl HH=
USE 72 & L YWF00|M
o R Hale PER(x) PBR(x) EV/EBITDA(X)
=T =/Ip W ™ 3M 2023 2024 2023 2024 2023 2024
FEEREES 4490.35 2.5% 9.5% -0.9% 35.4 27.8 11.9 10.1 24.6 19.6
Aleix 1170.25 2.1% 8.3% 11.4% 25.4 22.3 6.6 5.8 16.2 14.6
3o 2073.11 1.4% -0.8% 6.6% 22.2 18.5 5.1 45 16.3 13.6
S&P500 5815.03 1.1% 5.8% 3.6% 245 21.2 49 4.4 16.3 14.2
a8 1318.967 1.1% 43% 10.5% 17.4 16.5 2.2 2.0 256 -
S2PS00 AT 605.33 1.0% 6.1% 6.1% 238 20.4 3.1 2.9 12.5 11.1
YELSE 875.91 0.3% -2.1% 5.7% 21.3 20.9 6.4 5.8 15.8 14.0
Ssi 271.97 -04%)  -34% 8.2% 40.4 19.9 33 3.2 19.8 18.8
O] 714.08 -0.5% 10.0% 3.1% 15.1 13.7 2.1 2.1 7.3 6.7
Xt AH|XH 1576.524 -0.8% 5.0% 1.5% 26.4 248 8.3 7.0 14.8 13.7
EAMH|A 314,56 -1.4% 9.9% 1.2% 20.7 18.3 4.2 3.7 11.8 10.9
SEE 402.39 -2.6% 3.4% 11.2% 19.7 17.9 2.2 2.1 12.8 12.0
LtAE 18342.94 1.1% 7.7% -0.3% 34.8 27.4 0.0 0.0 20.2 165
Xt&: Bloomberg, 7185 2 MXIME]. F: 2024-10-11 7|1&
= A =2 a
UZY W 29§ Y Wt EdC
= 1W(%) IW+2E - 1M 2UE
4% 25% 2.1% L
2% | I l A% 1.1% 1.1% 1.0% 0.3%
0% A T T . T - T - T o - L—— — | T . T 1
~29 | -0.4% -0.5% _0 &9 I
0.8% -1.4%
-4% -2.6%
_6% 4
_8% 4
-10% -
-12% -
-14%
2l = [=3 8 o = oo < 23 = | )
] 3D N rel ro [ <k Lo I T =] ]
< Ed Ry 5 2 A I+ T < EY ol
H ol n o OF <] oF
%0 E < 1o
A& Bloomberg, 7|52 2lMXIME, F:2024-10-11 7|1&
Il Ao|2= =
F+YE Topl0 E=
A7tEY Holks W 2EF7t 28
52 Ef GICS 25 N
° Pl 25 ($min) W M 3M YD  ds BE
2H HIESEEX|A UBER US EQUITY EN 181,395 16.2% 19.1% 19.2% 40.2% ¥ —0.1% ___m
#H Ofo| 5= HHE SMCT US EQUITY S 27,990 15.9% 4.6% J000CNoW _ 682%=00% _ — —=
C2Qo[X|ot I2X oI YA NCLH US EQUITY X}Q AH|XH 10,280 14.7% 21.0% 19.7% 16.7% 4.0.5% -
e CCL US EQUITY XS AH|XH 26,312 13.4% 18.4% 12.1% 10.2% 4.0.1% —
Ojlo] IEE|X HE HOjFA APD US EQUITY ALY 70,398 10.9% 11.4% 21.2% 15.7% 4.9.0% . —
Crowdstrike Holdings Inc CRWD US EQUITY IES 78,514 9.6% 23.6% -13.8% 25.4% w-1.0% —_—— .
mAd FAST US EQUITY 34 43,991 9.5% 10.0% 17.4% 18.6% #4.3.5% o
E28F He[H|et AFX A RCL US EQUITY XS AH|XH 50,375 9.1% 16.5% 17.6% 51.1% 4.3.4% — —m
o2 UE YER/A PANW US EQUITY WIS 121,514 9.0% 7.6% 10.9% 26.6% &1.1% _  _—m
EEENIEETENES PLTR US EQUITY I|& 97,414 8.7% 22.3% 55.0% 153.4% —0.0% — —m
Xt&: Bloomberg, 7|25¢ 2|MX|4HE, F: 2024-10-11 7|&, S&P500 7|&
I A = =
FU S Llowl0 =
A Bk NCEESTIE T
5 Ef | = =
° i e B ($min) W M 3M YO @ sE
EEE TSLA US EQUITY X}S AH|XH 695,793 -12.9% -5.4% -12.3% -12.3% ¥ -0.2% - -
HIAED VST US EQUITY QEZE| 43,045 -9.5% 46.5% 37.2% 225.3% £.3.7% -
HAE &0} FSLR US EQUITY [SEEN] 22,639 -8.5% —7.6% —9.3% 22.8% & 1.2% — — ==
AES AES US EQUITY SE2El 12,313 -8.4% -6.6% -8.3% -10.0% =0.0% _———
2Ol H| S = 2X| ALGN Us EQUITY &l A 7| 0f 16,586 -8.0% -8.9% —-8.5% W -5.8% —
A.O. AO[A AOS US EQUITY SAA 11,795 -7.5% 1.1% -7.9% -1.9% ¥ -15% - - —
Constellation Energy Corp CEG US EQUITY SEITE| 83,891 -6.8% 35.8% 22.6% 127.8% £.5.9% — ==
NRG O X] NRG US EQUITY QEZE| 18,523 -5.9% 10.7% 12.3% 73.6% &5 1% =
FMCTT FMC US EQUITY SIXExY 7,572 —5.2% —4.5% 5.7% ~3.8% A.0,5% —_————
CHE Y AEY DRI'US EQUITY Xt AH|XH 18,415 -4.9% -2.2% 10.2% —4.6% =0.0% — -

XI&: Bloomberg, 7|23 2|AXIAE. : 2024-10-11 7|F, S&P500 7|&
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M AI7HEY Top5 55 2 X E

Hols LHEXL Hell HE(F T HERFRL
=2 =7 Al7HEH($mI W SEFt W
HS) PEES(Smin) -5 M 3M 1D e a0 v HQ F4 wst
0H_%____ 227.55 3,459,701 0.3% 34% -13% 18.2% - — = 0.0% S 5.0%
Oo|224DE 416.32 3,094,523 0.1% 0.5% 10.7% - — == 0.0% v -2.0%
Qld|C|of 134.80 3,306,644 79%  247% -155,000 -A 0.0% v -6.0%
%mt'ﬂv_i'_ 163.24 2,017,187 -2.3% 9.8% 16.9% - - -0.9% o 11.0%
OfOrESH 188.82 1,981,773 1.2% 52% =29% 243% - - A 0.7% v -3.0%
XtZ: Bloomberg, 71235 # 2| MXIHE. 5 2024-10-11 7|F
Ao|I=
M HEY 7|12 U E
e 6M 1Y YTD & 58
Momentum 18.0% _ 42.8% 1
Growth 15.5% 38.2% 29.0% I
_m _ N
Quality 13.6% 33.0% 24.9% O I
High Dividend 16.3% 30.4% 14.9% = B I
Low Votality 14.0% 23.4% 14.7% a B I
Enhanced value 6.0% 27.9% 14.3% I
— -— — -
Value 11.2% 28.6% 14.0% - .I
High Beta 9.4% 30.3% 10.2% m _ -I
X}2: Bloomberg, 7|83 2|AX|ME. F: 2024-10-11 7|&
AO| &2
v EE 7121 9|8
209 BIW $AE(%) W IMPAUAE(%) m3MFAUE(%)  m6M SAUAE(%)
15% A
10% A
5% A
0% - T T T T T T T p— T T
_5% J
Momentum Growth Quality High Low Enhanced Value High Beta
Dividend Votality value
XI2: Bloomberg, 7|83 2|AXJHE. F: 2024-10-11 7|&
AL = 0
o THEI W £28 Y #st EAC
u W £=AUE(%) = IW-1M =2 E(%)
% 2w
1% 5 . 1.8%
59 | 1.3% 09% 0.4% 1.2% 0.9%
0% - : :
0.0% -
_2% 4
_4% 4
_6% 4
_8% 4
-10% A
-12% -
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XI2: Bloomberg, 7|83 2|AXIME. F: 2024-10-11 7|&
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@ s2+z2 L vanez £ suszest Evusumn £ omazent
IS B bR = = -
98 21| e 9B Ateiat 98 Feyx3
A
21 AFOIAHA| 21
O o8 taad al»‘ 7z Chl 109 NAHB SMa|Y
Py TR X o8t AtoLIAl
ol 82 AMYE i 2 A
9¢ CPI
92l IYRMAHEX}
ECB E3}% 98 AOHEHOH
XH|o
Aziel 98 UYB
30 GDP
=|= o ATHE
2l 92 0T
&—_— [UoE|lE”A &-—_— ASML, ‘—% TSMC, &—? IEERAHE,
=F T opme PN otmalzt
ELREL, A=A, QFO[EI= QAameA
4439 0 Hot| 2|3t QA AEHZ| MXIE,
BEORAA D2aX|A, AU A HA
D2y #alMx],
ME|DE, azteis
A HE
[UolEIE &5
Xt&: 7123 H A XIAME
= Al (=1
FR 1Y AN &R
ETE=33 M A KA A CHH YoY
it 32 P GICS 25 == Eoe A2 el
R EPS HEA EPS OHEH EPS OHEH EPS
10/8 HAIZ PEP J|2AH| XY 23319 231 23,663 230w -15% 4 03%W% -0.6%4 2.7%
10/10 GUEf 002l A DAL S 14,594 1.5 14,650 150w —04%% -11%4 03%W -26.1%
&0 X} DPZ Ate AHITH 1,080 419 1,089 396 % -08% A 6% & 51% A 0.2%
10/11 XO|m| 2 2HK|0] A JPM 87 43315 437 41,899 401 &  34% A 90% 4 65% 4 0.9%
YATHD & AL WFC =872 20,366 152 20,411 12869 —02% A 184% W -24% & 9.4%
Blackrock Inc BLK 2872 5,197 11.46 4,997 1040 & 40% A& 102% & 14.9% & 5.0%
8 YUE o9 BK =872 4,648 152 4,553 1424 21%4A 73% A  63% 4 19.7%
10/15 OLIO|E|CEA T8 UNH dAHA = - 99,164 6.99 - - A TA% A 6.5%
ELHEEL INJ AAH O - - 22,165 2.08 - - A 38% W -21.7%
43 Q 50| 2|7t BAC =87& = - 25,321 0.77 - - A 00% W -14.9%
SEQMA TOF GS =872 = - 11,768 7.18 - - v —04% & 31.2%
Z2AE PGR a8/ = - 19,270 373 - - A 238% A 76.7%
ME|OS C a8/ = - 19,837 131 - - v -15%Ww -13.8%
A FE SCHW a8/l - - 4,781 0.68 — - A 38% W -11.3%
RLIOIEIE ofoj2els sgA UAL St - - 14,720 3.10 - - A 165V -15.1%
10/16 ASML 29 ASML U = - 7,199 4.89 - - A 79% & 1.6%
O E et EL] ABT AH0f = - 10,555 091 - - A 4%V -19.9%
DIIAEE MS 87| - - 14,353 158 - - A 81%a 14.8%
D2=XA PLD 3t - - 1,944 0.72 - - A 15% W -9.8%
EESE LRCX )|& = - 4,054 0.80 — - A 164% A 17.4%
A2 S CCl S5t = - 1,636 0.68 — - v -1.8% & 11.5%
10/17 EFO[2h gheX| X2 TSM U - - 750,527 1157 - - A 373% & 42.1%
FELES NFLX SN = - 9,771 5.12 — - A 144% A 37.2%
QIFO[EIE MXIH ISRG dAH0 - - 2,006 138 - - a 151% W -5.3%
AU A S A ELV AAHOf = - 43531 9.06 — - A 25% A 0.8%
10/18 P R e ) PG 7| &2 AHIXY - - 21,984 1.88 - - A 05% & 2.8%
OFH| 2|2 AT A AXP a8/ = - 16,668 3,29 - - A 84% W -0.3%

Xt2: Bloomberg, 7125 ® 2| MXIME]. Z: 2024-10-11 7|F, (1EAS wRrera] 7|Z, EPSE 192] 7|Z, ASMLE EUR, TSMCE TWD 7|1&
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Xt2: Bloomberg, 7|25 % 2|AX|ME

Xt2: Bloomberg, 71253 2| X|AHIE
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