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Technical Screening : 2 2| A% ME|

oHak57) Brkee 42 s 204 ofet
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A086790  StLIFEXIF A008930  THO|ALO|AA A081660 EatzYA A008560 MZ|=ZH
A011170 04 0Z A035760 CJ ENM A240810 A 2lIPS A002380  KCC
A247540 O|ZZ2H|Y A007070  GSZ|H| Y A011210  #CHL{O} A001450  siCHsl 4t
A035250 ZAIME A096530 M A014820 SHAI2E= A004370 =4
A086520 O|ZZ=Z A047040 CiRAH A004800 = A042700  SHOJHFE=X|
A020560  OfA|OFLtEHE A204320 Tt A009240  TH A222800  MH|
A078340 HEA A111770 YAFY A067160  OFZE|FtTV
= %eE, ANEEII850% IE A005290 SZIMOIZ A140410 DX
A336370 ERAHCEATY A069620  CHSX<t Ic 353
A011210  #iCHS(O A006260 LS A005380  BHCHX
ac 358 A237690 O AE[® A017800  HHCHL2|H]O| A006400  &“4SDI
A259960 IY=E A042700  SHO|HFEZ | A078600 CHFEFXIAHE A259960 IZE
A036570 QIMAZE A009240  Shi A064760  E[M#HO] A302440  SKHFO|AtO|AAA
A009830  tetEEM A006260 LS A299900 SIX|ARLCIQ A036570 CQIMNAZE
A112040 IHo|= A000150  F4t A300720 THUAIHIE A034020 FMEZY
A307950 HHOILEO|H A025900  E3H7|Y A019170  AEH A251270 dlope
A237690  Of| AE[H F57Y MY StgEDl 71F 339 D AB]- 1200 A3 Ao KA St A011790  SKC
A067160  OFZZ|7HTV A007070  GSZ|H Y
F: 3% 8 AATBHBS0% 7IF A204320 Rt
AE =29 3c =59 A000150 T4t
A009150  AAT 7| A035420  NAVER A064760 _ EIW# 0|
3L 59 A003550 LG A035720 77t
A000660  SK&HO| |~ A036570 QUMAZE A005490  POSCO
A035720 77t A316140 <SE[F8XIF A323410 7Ft7t¥3 3t 549
A105560 KB=& A018260 &0l AC|ox A034730 SK A000660  SK&HO| = A
A005490 POSCO A003670 ZATFHO|Z A259960 IZfZE A316140 2| 8XIF
A086790  StLIFEXIF A361610  SKO}O|O|H| A =ZX| A003550 LG A024110 7|e2d
A033780 KT&G A329180 E3H A293490 ZHtRAY= A035250 ZRHE
A024110 7|4eH A030200 KT A000720 HHCHAH A004170  AAIA
A011170 4 0Z A402340  SKAH|0f A271560 222 A001450  HCHBH{ 2+
A035250 ZME A034220 LGC|AE 0] A139480 O|OtE A000080 SIO|EZIZ
A078930 GS A009830 SHItEERM A036460 Tt ItAZAL A069960  PCHH T
A001450  #CHsH & A009540 Bt Z=MBiF A004990 EO|X|F A139130 DGBZ8XIF
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Technical Screening
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Factor Screening

HYSS: ASYe 20055

XtE: Wisefn, HI2|XZSH 2| A %] ME

AE 58 Raw 3IAE =5 Raw 3IAE =8 Raw 3IE =5 Raw
A196170 YE|2H 105  A020560  OfA|OtLtEE (457) A086520 Of|RZ=Z 164  A020560 ORA|OtLIEHE (111)
A373220 LGO|{R|&EM 78  A326030 SKHIO|T (52)  A035420  NAVER 110 A042660 CHREMSHY (45)
A096530 M|l 45  A023530 RH2aT (46)  A096530 M| 81  A010140 MMHEZITY (44)
A034730  SK 42 A361610 SKOO|O|H|A=ZX| (36)  A298020 ZAIE|GHM 79 A196170 ¥HH (19)
A034020 SMEZY 35 A271940 LZISIO|EERA (34)  A011200 HMM 59  A140410 O|X|2 (16)
A000660  SKB}O| /A 22 A299900 {IX|YARCIL (32) A298050 SMHETEAXY 50  A008770 ZE Azt (16)
A042660 CHRSE=MBYY 21 A377300 7t7t2H|0| (30) A011780 BZAR 49 A028300 HLB (13)
A036460  SHRIIAZA 19 A011170 =g o)z (29)  A067160  OFZZ|FITV 39 A009540 SHEZMBfY (12)
A078930  GS 17 A069620 CHSHSf (27)  A108320 LXMOIE 39 A326030 SKHIO|HE (10)
A137310 O AC|HO|MIA 16 A096770  SKO|'=Hjo|M (27)  A042700  SHO|BHEZ | 30 A066970 HoHo= 7)
A011200  HMM 11 A259960 A= E (26)  A071050 TH=E2EXIF 29  A010620 HCHO|ZZM @)
A005300 =OEY 10 A008770 ZEIAz} (26)  A039490 7|2TH 28 A034230 IfEtcto|a 6)
A000990  DB3}O|E| 10 A052690 SHH7|& (24)  A011070  LGO|'=E& 28 A180640 THEIZ (5)
A222800 AH| 9  A051910 LG3Ist (21)  A021240 2| 28 A267250 RHCEIYX|F (5)
A024110 7|2 9 A336260 SAFUM (21)  A007070 GSEZ|EH|Y 26 A336370 SERANCEATX (4
A006280 ARt 9  A012510 [CEHZ=2 (18)  A064760  E[M 70| 26 A299900 QIX|YAEC|I (3)
A111770 GHZY 9  A015760 SH=HH (18)  A357780 =229 26 A023530 =RO4E 3)
A047810 Bt=atZ32F 8  A336370 SEANECIAX (16)  A058470 2|39 25  A041510 oA (2)
FY1 EPS MLHA| #i3}t8 A9 (%) I FY1 EPS HYX| Hol2 519 (%) Il =01 & _qtH47H =7]_4< (%)l =01 & _1tH47H =7]_5}¢ (%)
AE =5 Raw 3IE = Raw 3IE = Raw 3IE = Raw
A196170 LE|QH 97  A020560 OFA|OfL{EHZ (160)  A035420 NAVER 259  A028300 HLB (129)
A373220 LGOLX|&ERM 78  A326030 SKHIO|E (66)  A086520 ORI 46 A196170 LHM (81)
A348370 oI 58  A023530 ZHad (55)  A096530 M| 40 A042660 CHRZ=MB|QF @31
A096530 MMl 48 A329180 dCHESY (53) A058470 2|39 34 A010140 MME3Y (26)
A034730  SK 40 A271940 UZIGHO|ER A (43)  A003550 LG 33 A140410 OX|& (21
A034020 SMEF3H 35  A361610 SKO}O|O|H|A=ZX| (42)  A302440 SKHFO|ALO|AA 33 A326030 SKHiO|T (20)
A137310 O AC|HIO| MM 22 A299900 SIX|YARLCIR (39) A068270 AMEZ|2 31 A034230 If2iCio|A (18)
A000660  SKBIO| LA 20 A377300 7t7t2H|0| (35) A259960 IAHZE 30  A180640 HHTIZ (16)
A078930 GS 18 A011170 ZOAH oz (31)  A064760 E[M# O] 29  A020560 OfA|OtLtEE (an
A011200 HMM 17 A069620 CHESHSF (31)  A207940 &iJHIO|REZEA 27 A009540 T ZEMIYY 9)
A036460  THZItAZ AL 17 A008770 S EIAlEt (30)  A004000 ZOIYLstst 27 A329180 ¥CHESY (8)
A003490 CHstets 11 A096770  SKO|'-H{O|d (28) A145020 HH 26 A010620 HCHO|ZZM (6)
A000990  DBB}O| &) 9  A259960 dEZE (28)  A067160 OtZE|ZITV 25  A066970 oMoz (5)
A005300 =ZOHEHM 9  A034230 It2tCo|a (27)  A011200 HMM 25  A035250 LU= (5)
A006280 =4&Xk 9  A015760 Tt=TH (27) A011780 Z2=MR 24 A008770 = HIAE} (3)
A024110 7|2 9  A336260 SAFYAM (26)  A042700 sHO|EtT | 24 A299900 S{IX[AF/LIL (3)
A111770 YALY 8  A051910 LGZ}8} (23)  A035900 JYP Ent. 23 A336370 SFRAHCEAX 3)
A222800 M E 8  A336370 ZEEAHCIAIY (23)  A033780 KT&G 22 A015760 =T )
1270 ¥ o4 EPS S7H8 A9 (%) PER_ 1270 G4 319l x) I PER_127H 2 o4t ke )
3c 3= Raw 3IE == Raw 3IE 5 Raw 3IE 5 Raw
A066970 A0 = 534  A023530 =RH2a¥ (78)  A011200 HMM 19  A015760 SH=HH A3)
A263750 HO{H|A 413 A139480 O|OIE (74)  A138930 BNK=Z8XIF 31 A042660 CHRZEAMSHF (25)
A299900 QIX|YAEC|Q 315 A035420 NAVER (73)  A298020 ZHE|GHM| 3.1 A010140 #&f853¢ (28)
A336370 SRAHCAT 251  A007070 GSZ|H|Y (65) A139130 DGBZ8XIF 32 A020560 OfA|OfListE (32
A000120 CJCHPHE R 236 A017670 SKE= (46)  A078930 GS 32 A180640 oHTIZ 47)
A008770 = Alzt 192 A088350 ooty (46) A175330 JBE8XIF 32 A326030 SKH{O|E (80)
A336260 SFAFAM 172 A004000 RO|IHUsist (39)  A024110 7| 35  A034230 If2fCto|A (128)
A010620  HCHO[ZZ=HM 167  A011780 J=MF (39) A001230 S=HZ 36  A377300 Zt7tem|o| 571

A009540 B EMBYY 140  A004800 =M (30) A000880 @3} 37  A329180 dHOIZZY 130
A066570  LGH Xt 115 A071050 $H=EE8XIF (29) A039490 7|33 38  A373220 LGOIHX|EEM 130
A329180 dHE3Y 113 A298020 EAJE[MM (29)  A010060 OCI 38  A052690 PHE7|E 128
A042660 CHRZ=MB|Y 93  A035720 FtFte (29)  A375500 DLO|HM 39 A299900 {IX[YARCIR 117
A112040 SIHIO|= 88  A034220 LGC|AE0| (29)  A004020 SHCHAE 39  A207940 AMHIO|QEZEA 94
A293490 FIFIR_A Y= 86  A051910 LGZ}st (28) A316140 <L2|F8XIF 40  A237690 Of|AE|H 85

A352820 dto|= 82  A011170 ZROAHOZ (26)  A047040 CHRAHA 40  A078600 CHFEHAII|=E 80
A010140 H853Y 81 A005490 POSCO (24)  A086790 SiLIFEX|F 43 A336260 FAEYM 73

A011210  HCHL{O} 81  A004020 HLHAE (23)  A071050 SH=E28X|F 43 A271940 UTIBlO|ERA 73

A278280 HE 62 A137310 O AC|HIO[ AN (20)  A402340 SKAFOf 43 A361610  SKOLO|O|E| =2 X| 60

F: 0y ol HAtel FKO| PERS SF2 HA|

PBR_FQU_4% 0
3c 3= Raw 3IE == Raw 3IE == Raw 3IE e Raw
A026960 EA 9  A020560  OFA|OtLtEE 2,016  A015760 SH=H™ 02  A140410 OjX|2 344
A078340 HEA 10 A377300 77t2E|0] 545  A088350 st 02  A383220 F&F 16.4
A064760  E|M#|0| 11 A298050 E=AHTHAXY 386 A023530 =RHaT 02  A326030 SKHIO|2E 15.7
A035250 ZYME 13 A008770 ZEIAlEt 380  A004990 RHX|F 03 A247540 O|ZZZH|A 14.2

A003550 LG 14 A047810 SH=REYEZLF 358 A138930 BNKZ8XIF 03  A078600 CHFEFXIH|Z 136
A058470 2|3 15 A036460 SHR7tAZAL 330  A032830 AtdMY 03  A196170 HH 123

A019170  AE <t 16 A010140 HAMEZH 322 A024110 7|24 03  A373220 LGO|HX&EM 12.1

A004000 R OIE Latst 17 A003490 CHtets 307  A004020 SCHA|E 03  A112040 SlGoj= 10.7
A278280 HE 18 A079550 LIGHAQ 298  A139130 DGBZ&XIF 03  A278280 HE 10.3
A145020 FH 20 A042660 CHRZ=MBfY 274 A139480 O|OE 04  A207940 AMHIO|QEZEA 10.2
A010130 Z{o}¢d 21 A066970  AoHO|= 273 A069960  TCHEHSHY 04  A068760 HEZ|2H <t 9.8
A002790 OtR |G 22 A000150 4t 262 A036460 St=EItAZAL 04  A302440 SKHIO|ALO|AA 8.4
A357780 &=l 24 A282330 BGFZ|HIY 257 A006260 LS 04  A067160 OfZZ|Z{TV 8.1

A253450 ARCIEZHE 24 A047040 CiR7AM 245  A078930 GS 04  A263750 HO{H|A 8.0
A033780 KT&G 25  A018880 THRA|AH 227 A175330 JBESBXIF 04  A066970 AHo|= 79
A035900  JYP Ent. 26 A034020 FAEIY 224 A316140 RE|28XF 04  A093370 =4 77
A090430  Of= 2| Al 26 A000080 SHO|EZIZ 218 A001450  SiCHBHA 04  A336370 ZERAHCIATY 72
A098460 1Y 26 A047050 EAFAQIELIMY 213 A005490 POSCO 0.5  A028300 HLB 6.8
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Factor Screening

HYSS: ASYe 20055

XtE: Wisefn, HI2|XZSH 2| A %] ME

T AR 2 EEEEEEEEEE] (%)
3c == Raw IE = Raw IE 55 Raw IE = Raw
A139480 O|OtE 17 A042660 CHRZE=MB|QF (3)  A004170 MM 14 A204320 Otz (1.6)
A011780 S=M{ 19  A010140 #H8Z=¢ (6)  A000080 BIO|ETIZ 13 A336370 ZFAHCEAXY (1.3)
A298020 ZAE|HM| 2.1 A009540 PR EMBHY (7)  A004370 &N 1.1 A034020 FAEZY (1.0)
A034220 LGE|AZ20| 24 A010620 HCHO|ZZEM (15)  A034230  mt2fctojA 09  A011070 LGO|-H 0.9
A011170  ZC|#H0O[Z 25 A329180 ¥HOIZZY (18)  A041510 Of2% 0.8  A000990 DBB3}O|E (0.9)
A030200 KT 25 A028300 HLB (70)  A005300 ZHEHN 0.7  A108320 LXMOI2 0.8)
A005490  POSCO 26 A196170 ¥H<XH (82)  A047810 BI=REIRF 07  A237690 Of|AE[E (0.6)
A002790 OFZ 3G 2.7 A326030 SKHtO|2E (265)  A035900 JYP Ent. 06  A011210 $HCHS|Of (0.6)
A004000 R OIE Latst 28  A140410 OjX|2 (494)  A020560  OfA|OfLtEtE 0.6  A009150 AF§T7| (0.6)
A000720 HHOHHAN 28  A066970 EMo|Z (610)  A090430 Or=2{I{A|x 06  A000150 At (0.6)
A000270 7|0}k 29 A299900 SIX|YARCIL (665)  A079550 LIGHAR 0.5  A302440 SKHIO|ALO|AHA (0.5)
A017670 SKHZ 29  A180640 SHEIZ 622 A066970 AoHof 05  A323410 7Ft7teH3 (0.5)
A047040 CHRZH 29  A035250 ZHRUE 323 A028670 WM 05  A078340 ZHEA (0.5)
A161390  SHREIO|OHEH A =2 X]| 30  A336260 SAFUM 109 A222800 MH| 05  A047050 HEATOIELMY (0.5)
A081660 2tz EA 3.1 A008770 S EIAlE} 105  A097950 CJMILHIG 04  A096530  M|Zl (0.5)
A007070  GSZ|H|Y 3.1 A019170 MEH S 103 A282330 BGFZ|HIY 04  A247540 O|RZZH|Y (0.4)
A096530 M 32 A237690 O AE[E 101 A004000 ROI™YYstst 04  A007070 GSZ|EH|Y (0.4
A012330  SCHEH[A 3.6 A373220 LGOIHX|EEM 93  A014680 oH&EAHOZ 04 A096770  SKO|'=Hjo|M (0.3)
Z: 0|4 EBITDAZ} OLO|HA()Ql 322 342 HA|
B30 8 _FYO_49I (%) Il HHS 24 & FY0_3t9l %)
3c =5 Raw 3IE 55 Raw AE 55 Raw IE 55 Raw
A267250 SIESHXIF 74 A181710 NHN 0.0  A008770 =™zt 12 A086520 Oj3ZZ=Z (1.9)
A004800 =4 62  A299900 IX[YAFCIL 00  A086790 BILIZ8XIF 0.7  A112040 SiHo|l= (1.3)
A033780 KT&G 60  A025900 &37|¢ 0.0  A000080 OSIO|EZXIZ 07  A293490 FHItRAYU= (1.2)
A005940 NHEXZSH 59  A034230 It2fCHO[A 0.0  A055550 AI$HR|FE 06  A278280 HE (1.0)
A003410 MEC&E 58  A348370 QI 0.0  A105560 KBE8& 0.6  A298050 BMHETHAXY (1.0)
A029780 MEIIE 56  A271940 YZIGIO[ERA 0.0  A004170  AMA 06  A035900 JYP Ent. (1.0)
A015760 SH=TEH 54 AD41510 O A% 0.0  A028670 ™M 05  A014680 3sH&AO|Z 0.9
A008560 Oj2|=ZH 52 A020560 OFA|OtLtEE 0.0  A003490 Cfgtsts 05  A298020 E=AE[QHM (0.9)
A016360 HMEZH 5.1 A140410 O|X|2 00  A028050 A-dAXLINE 05  A222800 AMH (0.8)
A078930 GS 46  A237690 O AE[E 00  A024110 7| 04  A078340 ZHEA 0.7)
A175330 JBEEXIF 44  A145020 HHE 00  A041510 Ofad 04  A247540 O|RZ=2H|A (0.6)
A030200 KT 42 A093370 =4 0.0  A000660 SKBFO|HA 04  A010060 OCI (0.6)
A024110 7|2 42 A298050 mAEMCTAX| 0.0  A012450 SOl O] 2AH|O|A 04  A336370 SFAMCIAXY (0.6)
A000810 &M 3txy 4.1 A196170 EH| M 00  A361610 SKOIO|O|HA=ZX| 04  A079550 LIGHAL (0.6)
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