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Fixed Income e X7+ 1D W M 3M YoY YTD News
st 2 0Xj(34) %,/bp 223 05 29 -39 92 574 9.2 [1. ZHAL, L8 8X0IXte ZE0|
B2 2IKY(5H) %,/bp 244 08 -40 -75 10,1 60.1 10,1 [BA)
st 2KH(104) %/bp 264 02 52 94 173 483 17.3 |-X|cteh 0]0] 23l AMEEXIO0[XHE Qs AR NE RESH
ECtD| Spread(10E-3¢) bp 4150 -03 -23 =55 8.1 -9.1 8.1 |Z7HMl &K
A8 Spread(SJAHXiBBB-, 3Y) bp 67890 -0.3 0.4 10 -18 57  -18|-N22 0= SHEALS £ O|Xt BtnQICH=s HITH o2 113 62
0|2 2Af(10) %/bp 274 42 -85 -12.7 30.8 36.2 33.4 |3t2 7|=32] 3.25%0|A 1.50% U] A2eXxt2e| QX|Es
0]= &¢H| Spread(10E-214) bp 4728 24 =73 -155 51 -634 -50|-9X0|F ZASX S0 HItHS 511, AREXI0[XtE B2t
=9l ZxH(104) %,/bp 050 -06 -32 -156 73 15.3 7.0 |Gt AESXIZD DZ 3T
U= ZAh(10H) %/bp 004 0.1 02 -13 -18 -18 -08
st CDS(5) bp 5492 0.0 7.1 6.6 5.2 7.8 5.2 |2. CHYIB vs XCHIB, 28 12l f2|x33 "12lE|H|"(EBN)
Currency -H2| X525, S XpJ|XHE 3X3100Y9 R0 2 RHRIB 532
USD/KRW /% 10659 -05 -06 -12 -04 -43  -04 |HeBstn I 2 38
EUR/KRW 2A/% 13137 -09 -07 -10 2.9 9.1 2.9 |-HEIXESEE, 2020 38 3¢ 2o MA wiet of Y. T2
HKD/KRW 2A/% 1358 -04 -06 -15 -09 53 -06|8Y St A 7|8 BHE s
JPY/KRW /% 100 -02 -22 08 55 -0.2 5.6 |-25Y, "H2/X3H ZUIIB Ttof 2HA WX AT=2 A= =
Dollar Index pt/% 90.1 0.0 0.2 02 -27 99  -22 | 74804 ZOHIHE 2 XM HA|
EUR/USD =/% 1.2 -0 -00 0.0 3.0 14.2 25
USD/CNY 2[ot/% 63 -01 -07 -07 37 -87  -33 |3 "SAHO|TE TH=H OfLICH" - AESHY, EX|FH &AM 0T
Commodity (FA900)
WTI =i/t % 649 09 1.0 2.4 87 273 7.7 | -3, 0|2 X|1™ £1{0|Hof| T2 &4 11809 3|A(KE| 51
Korea Market 0= HX|Y w2t M IS AZ Ha2[golt, 22 2
AL A2 B Ve 124 -11  -16 2.0 0.9 40 1.5 |4 2X0|He THEY HalZ 27| oFits U HY
KOSPI B Ve 73 05 0.1 1.7 2.4 1.9 3.0 [~AAJSHRH R AIXE, 0|O] &4 ot HEHOA B H| K| g ATt
KOSDAQ EVES 52 -06 -17 04 -15 2.1  -15 |HFE 20|22 2900)s 2 S QI8 A
DZHo|ES* =e/% 277 =23 04 43 58 242 45
HES* Z/% 295 -07 -1 0.5 103 415 11.3 |4, At S 11YSE BEHE 0.8%LZICHASTIHO[HA)
Al gxt* =e/% 112 -1.1  -35 0.1 129 563 13.8 |-dotny, 220l 9! e matol Mid XtsXt 2E2 LY Qlstoly
OlE SRS E X} =e/% 183 -04 0.4 0.7 87 338 9.9 [-AtYH| &2t £ utastn, 2818 JHM FEFo 2 Hsiz Qlst
S —APgoH, 2L XESAHE Y A 12(X2H X[&HO 2 6f2fshe
HSCEI pt/% 11,9983 -00 -35 -58 2.7 15.0 25 |ER8 3l=0t7| st et
HSCEI Put Option 57 10 29 17 -33  -507 —28 |-QH THO 2 A6hE =0T H=O|X|2H Agotol HHE
HSCEI Call Option 1,155 =11 =324  -592 152 161 |QI5} CHHO 2 Ef 22 A0S Sk Q1S 2
Euro Stoxx 50 pt/% 3,3615 0.9 0.4 =23 -4.6 -33 -4.1
Haa
H5{|X| premium(1Y) bp -112.0 ) 9.3 -663 -948
=U It 58 St
KOSPI pt/% 24364 07 =24 0.4 . 126 -13 1,566,072 . . .
o pt/% 3,268.7 1.1 -46 -73 55 116 54 86,422 86 85 05 05 65 6.1
23 pt/% 124546 05 -30 83 -54 105 6.1 60,285 7.1 74 08 07 85 78
=4 pt/% 24518 20 -39 38 80 209 6.8 26563 89 86 08 08 90 87
KB28 KRW/% 61600 25 36 -38 -28 248 28 2575 96 94 07 06 75 712
PNIIONES KRW /% 45150 02 -2 -47 -86 -38 86 21,410 93 9.1 06 06 67 64
siLt2 8 KRW/% 45600 07 -68 7.2 -84 216 -84 13,691 86 86 05 05 64 60
Qzjew KRW/% 14,400 1.1 =74 -133 -86 103 -86 9,734 8.1 80 05 04 60 57
J|led KRW/% 15600 00 -69 93 -52 273 -52 873 80 79 05 05 62 60
BNKZ28 KRW/% 10650 05 -49 -49 13.1 15.8 131 3,471 78 79 05 04 62 58
DGBZ8& KRW/% 11,650 13 -64 —60 10.4 5.9 10.4 1,971 87 85 05 04 56 53
APFTE KRW/% 35850 1.0 10 -12 95 77 =95 4154 47 46 06 05 107 105
St KRW/% 115,500 18 -17 -49 72 74 =72 23,100 5.1 53 07 06 134 125
iRt KRW /% 6,280 1.1 -26 64 91 50 9.1 5454 64 66 05 05 81 7.4
INGHH KRW /% 44650 35 -18 ~-154 -164 -16.4 3,661 96 102 10 09 103 97
S KRW/% 7390 -03 -03 28 -28 -283 -28 1192 74 79 05 04 63 56
SRS KRW/% 268,000 -13 -50 73 0.4 0.6 0.4 12696 87 89 09 09 112 102
SHSHY KRW/% 66,000 12 -25 50 -73 48  -73 4673 141 136 09 08 67 62
SCHBHAL KRW/% 39250 04 -38 -50 -165 151 =165 3509 153 154 10 08 68 60
I EIES=3 KRW/% 21,1s0 -02 -39 =74 -100 347 -100 2334 187 173 1.1 10 63 6.1
ojefojiAliche KRW/% 92100 20 37 -08 25 42 25 6137 80 77 07 07 94 92
NHEXS 3 KRW /% 13950 30 -45 -24 0.4 13.0 0.4 3926 83 83 08 08 101 9.6
SRS X|= KRW/% 82,600 13 -28 5.2 197 726 19.7 4603 127 125 1.1 10 88 87
Ay KRW /% 39300 22 -54 08 7.4 16.4 7.4 3509 73 7.1 07 07 104 103
B S | KRW/% 4,245 38 -32 -13.1 -7.2 14.1 -7.2 2571 116 112 08 07 7.1 6.8
Jle=y KRW/% 106500 2.4 -2.7 75 216 315 216 2354 150 137 13 12 92 89

*DHOELS, AIZZ {2 3R 282 7= **HSCEI Put Option(6/28/18, 9,200pt), HSCEI Call Option(6/28/18, 11,000pt)
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Xzt

G
S&P 500 pt/% 26409 14 -01 -27 -12 118 -12 230511 178 182 30 28 169 153
Banks pt/% 3340 14 11 -67 -21 159 -2 14901 110 117 13 12 122 108
Insurance pt/% 3903 03 -02 -06 -29 83 -29 5883 106 106 13 12 120 111
Diversified Finan Serv pt/% 6808 17 04 -35 02 217 02 12193 132 138 17 16 159 144
JP Morgan USD/% 1100 1.8 00 -48 28 246 28 3750 132 136 16 15 124 112
Wells Fargo USD/% 524 18 -02 -103 -136 59 -136 2556 122 129 13 13 111 98
BOA UsD/% 300 20 -18 66 16 284 16 3066 102 110 12 11 121 104
Cit USD/% 675 ~-11 -40 -106 -93 137 93 1728 86 95 09 08 109 91
Goldman Sachs USD/% 2519 10 -03 -42 -11 102 -1 991 113 115 13 12 116 105
US Bancorp USD/% 505 09 -03 71 57 24 57 834 143 145 18 17 124 115
AlG USD/% 544 -02 -07 51 87 -119 -87 491 74 76 07 07 99 91
CHUBB USD/% 1368 -1.1  -06 -36 -64 02 64 635 95 95 12 11 127 120
METLIFE USD/% 459 -00 04 -06 92 -13 92 476 98 102 09 08 93 85
PRUDENTIAL FINANCIAL USD/% 1036 06 14 -26 -99 -15 99 437 118 118 08 07 85 80
MARSH & MCLENNAN USD/% 826 09 02 -05 15 10 15 419 280 261 47 39 190 173
TRAVELERS USD/% 1389 01 05 -0 24 152 24 377 119 122 15 14 129 122
VISA UsD/% 1196 22 -03 27 49 341 49 2465 297 325 81 75 270 230
MASTERCARD USD/% 1752 28 -02 -03 157 563 157 1842 911 8.2 225 153 293 250
BLACKROCK USD/% 5417 26 04 -14 55 428 55 879 144 149 26 24 189 171
SCHWAB USD/% 522 26 -22  -15 17 291 17 703 192 181 38 33 217 183
=

AlSiES R pt/% 31605 12 -32 -30 -44 -5 -44 325121 121 120 14 13 123 107
CSI 300 Banks pt/% 60453 15 -37 =52 -13 104 -13 6798 131 129 09 08 68 62
xa7 Moy CNY/% 77 32 46  —77 01 293 0.1 16262 142 140 10 09 74 68
s CNY/% 40 26 25 -4 34 204 34 1,2743 139 137 08 08 63 5.8
Z32HWBOC) CNY/% 40 08 -43 57 05 90 05 11237 119 117 07 07 64 59
Katos CNY/% 293 21 =61 -33 10 541 10 7229 159 160 14 13 93 8]
2 Lot CNY/% 664 15 -89 -20 -51 807 -51 11954 198 202 22 19 122 101
Mgt M CNY/% 257 09 -36 -42 -155 38 -I55 6646 119 128 20 19 180 152
ZIAMALEYIS CNY/% 32 22 -109 -122 -151 300 -I51 2992 134 144 20 18 168 140
cTic 2 CNY/% 183 25 -24 11 12 139 12 2129 84 90 14 13 171 151
stols =3 CNY/% N4 15 -45| 58 -114 =221 -114 1206 83 91 10 10 135 116
XoA = CNY/% 173 23 12 13 09 58 09 1079 88 93 16 14 189 165
SIEH0] S CNY/% 171 31 -18 -09 -08 19 -08 1140 90 95 13 12 154 136
S

TOPIX pt/% 17040 03 -14 -36 -62 115 -62 6420307 83 75 13 12 139 133
Banks pt/% 1812 -03 -15 56 -110 -08 -110 421629 66 60 06 06 94 96
Insurance pt/% 9534 -05 -30 -38 -100 -10 -100 13,1625 75 7.1 08 07 111 103
Diversified Finan Serv pt/% 665.2 1.2 -0.8 -0.6 =2.1 14,9 =2.1 8,535.7 12.0 115 1.2 1.1 10.3 9.8
MITSUBISHI UF) PY/% 93 09 21 87 157 -15 -I57 96786 67 61 06 05 92 93
SUMITOMO MITSUI FINANCIAL PY/% 44510 -05 -18 50 86 82 86 62957 75 68 06 06 86 89
MIZUHO FINANCIAL PY/% 1915 06 -09 -40 -64 -76 -64 4821 66 59 05 05 87 93
SHIZUOKA BANK LTD PY/% 10100 09 -19 —71 -132 1001 -132 6516 50 49 06 06 129 125
JAPAN POST HOLDINGS PY/% 12850 02 -27 -05 -05 -82 -05 57825 36 31 04 04 117 121
TOKIO MARINE HOLDING PY/% 47730 -17 -50 -39 -72 05 7.2 35703 73 77 09 09 133 117
DAI-ICHI LIFE HOLDINGS PY/% 19450 -02 -38 -88 ~-163 -35 -163 23302 85 63 06 06 72 101
MS&AD INSURANCE GROUP PY/% 32760 02 -27 -17 -141 -9 -1, 19436 52 76 07 06 136 85
NOMURA HOLDINGS PY/% 6112 01 22 =73 =81 -124 -81 22269 89 90 07 07 83 83
ORIX PY/% 18785 08 -19 -16 -14 130 -14 24880 118 113 09 08 78 76
DAIWA SECURITIES GROUP PY/% 6763 -04 -34| =57 -43 -20 -43 11493 87 84 09 08 103 102
JAPAN EXCHANGE GROUP PY/% 19650 25 31 59 02 233 02 10539 177 175 38 35 218 212
S8

BES00 pt/% 2502 04 05 -22 -42 -13 -42 90830 96 100 17 16 145 133
Banks pt/% 941 02 -07 69 56 -23 56 11876 90 95 09 09 110 99
Insurance pt/% 1649 -00 -05 -34 -18 19 -18 5589 115 117 11 1.1 109 102
HSBC HOLDINGS EUR/% 76 06 -18 =72 =132 14 S132 1522 82 84 11 11 130 124
BNP PARIBAS EUR/% 602 02 01 -80 -33 -30 -33 752 80 85 08 07 95 87
BANCO SANTANDER EUR/% 53 09 16 -66 -34 -59 -34 854 83 90 09 08 105 94
UBS GROUP EUR/% 143 -04 06 -71 64 102 64 550 96 106 12 11 114 101
CREDIT SUISSE GROUP EUR/% 136 00 -19 -89 -81 165 -8 347 74 102 09 09 125 90
ING EUR/% 137 -01 08 54 -106 -16 -106 532 102 103 10 10 102 97
BARCLAYS EUR/% 24 02 -02 33 17 92 17 402 57 74 06 06 101 88
ALLIANZ EUR/% 1842 06 04 -36 -38 7.1 -38 811 113 114 12 1.1 106 101
AXA EUR/% 216 08 -09 | -165 -127 -102 -127 524 88 89 07 07 82 79
PRUDENTIAL PLC EUR/% 203 -15 -40 28 67 41 67 525 202 205 26 24 121 108
ZURICH INSURANCE GROUP EUR/% 2663 -10 27 04 57 136 57 403 114 127 15 15 131 114
SWISS RE EUR/% 827 22 35 08 66 95 66 229 84 88 10 09 114 105
MUENCHENER RUECKVER EUR/% 1889 09 01 28 45 35 45 293 87 94 10 09 115 104




