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sk 2Af(104) %,/bp 280 02 4.0 15.1 262 557  33.4|-2018V% AR S 9l SHZAARY HH
ETHT| Spread(109-34) bp 50.00 05 0.2 5.1 129 56 16.6 |-O|AtS] M-, CEO SHZZ 13 9 LIREHAIAY =-
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0|2 2KH(10) %/bp 292 31 09 260 600 506 514
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Currency -HE o2 o|F WY O LBHH| T E O AE
USD/KRW 2A/% 1,0843 08 0.7 1.7 0.1 -5.1 13 [2%sto] AN O] A= ZA| =8 O H
EUR/KRW /% 13294 02 -05 1.9 33 10.4 42
HKD/KRW 2A/% 1386 08 1.0 16 -03 -59 1.4 |3. OZ{OAICHR, 85 HOIE 65.6%. 48122tF AULtT (L)
JPY/KRW /% 10.1 1.6 0.7 5.3 40 0.8 7.1 |-ARZE OF 48002H20] CHBH 26, 27 LS D O
Dollar Index pt/% 898 03 13 -09 =37 -113  -2.6 |-0]{o|AICHL, A, KB, SK, SHLIZSEX S8 28 o X
EUR/USD =/% 12 03 ~-14 0.9 40 16.7 2.7 |-O|H ZXH= HEFTALRl A KBS W Soff TrooliAloz
USD/CNY 2Iot/% 64 02 02 -08 -35 76 24 |%¥h XAFxEHole 2| ¢S HOZ oy
Commodity
WTI EEVEIERA 628 18 26 06 8.6 15.5 3.9 |4, QERHE EX} QI0|E HIXHE SLECHTL])
Korea Market -Z2H3U0| 40%E Y HIXT | SO EXfStH Q202
AL A2 xe/x¢ 98 -16 -13 -39 =72 25 -1.2 [SHERHNEXIES 24 It
KOSPI Fel/xH 50 -1.1  -10 -14  -26 0.7 0.7 [-2SQt REfH=O] ZXHAY, MAPEXt DPYIhROf Mo EXFxE
KOSDAQ EVES 48 -05 -03 -25 -45 1.7 -19 | 27| ofg{fE Mol DEHE AIRX|Hi2 2T QA SOFRI
DZHo|ES* =e/% 272 40 22 52 15 290 2.7 |Che XX AU
Alggo =2/% 291 -00 -03 24 10,1 443 9.7
AR SR =e/% 110 04 -04 1.6 140 573 11.9 |5, AXIZOHHE, FH<tnt S 87| 2aldl S|H X2|(TL)
OEr = REE 8 Xt Z21/% 181 -03 -02 28 78 374 8.4 [-2HH IFRS17=QZH| 9913|4252 3|o| Y0 AX|Z 02K
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HSCEI pt/% 125286 -1.2 0.1 -4.9 6.7 18.9 7.0 |—=240| B HAY ECtEHS FHokt Ea|o S AAIFT|
HSCEI Put Option 6 2 0 5 -34 -9 |wet sjHK ok Zo 2 W MY
HSCEI Call Option 1592  -152 -9 —638 530 678 |59 &4 W2 SEAL Ot
Euro Stoxx 50 pt/% 34320 0.1 12 -59 -39 28 2.1 |-2UY, 2A X0t © HHAN FSHEAM AA[SH ZntHIEC
2aa 2 2 618I| & 2IA 2Kt J1t OrEgt oy
2H5{|X| premium(1Y) bp -97.7 . -2.8 -829 463 -80.5 |-LHH 5IEtY| 2|~ £|FQH=HY oY
=U It 58 St
KOSPI pt/% 24143  -06 0.8 . -4.8 145  -2.2 1,548,727 . . .
o3 pt/% 35108 0.1 1.1 -3.2 75 224 1.7 92625 86 86 06 05 70 66
23 pt/% 13,3374 03 25 =31 41 21.1 0.6 64360 7.0 7.1 08 07 90 82
=4 pt/% 25103 -20 -14  -32 16 260 9.4 27307 87 85 09 08 96 94
KB28 KRW/% 64900 09 11 54 145 362 2.4 27135 97 95 07 07 79 76
PNIIONES KRW /% 47,750 -08 -03 99 0. 1.1 -33 22643 93 92 07 06 712 68
siLt2g KRW/% 50,200 04 -04  -7.9 89 385 0.8 14859 87 86 06 05 69 65
ogjew KRW/% 16,650 15 2.1 -3.2 3.1 233 5.7 11,255 8.1 79 05 05 69 66
J|ged KRW/% 16,700 1.2 2.1 -1.8 5.7 336 1.5 9352 80 80 05 05 66 63
BNKZ28 KRW/% 10,800 -0.5 5.4 3.8 156 215 14.6 35200 77 78 05 04 63 59
DGBZ8& KRW/% 12,200 08 6.1 08 241 14.0 15.6 2064 86 84 05 05 59 56
APFTE KRW/% 36650 -15 15 64 27 -144 74 4246 48 48 06 06 109 106
St KRW /% 123,000 1.2 2.1 -79 -68 15.5 -1.2 24,600 5.2 54 07 07 136 127
leis ! KRW/% 6,650 05 06 95 95 25 38 5776 64 63 05 05 84 719
INGAYH KRW/% 51,700 -0.8 30 -48  -15 -3.2 4239 9.1 9.2 1.1 10 119 112
S KRW/% 7,590 0.7 1.2 1.7  -61 =287 -0.1 1225 74 80 05 05 69 6.1
Abagstxy KRW/% 291,500 1.4 5.0 2.8 1.3 15.4 9.2 13,810 9.1 9.4 1.0 1.0 116 106
SHSHY KRW/% 68,100  -23 07 -63 2.7 14.1 -4.4 4821 138 134 09 08 7.1 6.4
SICHBHAL KRW/% 40900 -20 -16 =129 -35 280 ~-130 3656 153 145 09 08 64 60
I EIES=3 KRW/% 23400 -1.1  -15 -23 -58 510 -04 2,582 187 173 1.2 1.1 70 67
ojefojiAliche KRW/% 9430 =28 26 =102 =135 53 50 6283 75 74 07 07 100 97
NHEXIS 3 KRW/% 14250 -3.1 -24 =154 -27 208 25 4010 79 78 08 08 108 105
[lE=E=B{ES KRW/% 79,900 -0.4 0.1 9.7 145 656 15.8 4453 123 121 1.1 10 90 88
Az KRW/% 40,050 -2.1 -09 -52 46 18.1 9.4 3576 70 68 07 07 112 110
B S | KRW/% 4810 -22 19 92 -25 30.0 5.1 2913 119 116 09 08 77 73
Jle=y KRW/% 104000 28 -14 -46 158 351 18.7 2,298 144 136 1.3 12 96 93

*DHOJELS, AIZZ IS 28 21 J1Z **HSCEI Put Option(3/28/18, 9,200pt), HSCEI Call Option(3/28/18, 11,000pt)
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S&P 500 pt/% 27040 01 02 -46 41 144 11 239089 176 184 31 29 173 157
Banks pt/% 3576 -10 -07 -24 137 181 48 16424 109 117 14 13 129 116
Insurance pt/% 3946 -07 -10 -48 -08 79 -19 6018 106 107 13 12 121 113
Diversified Finan Serv pt/% 6913 -05 -02  -52 93 19 18 12703 133 140 18 17 161 146
JP Morgan USD/% 1150 -02 -00 06 166 263 75 3989 133 139 16 15 129 117
Wells Fargo USD/% 88 -15 -12 -91 88 08 -3 2896 122 131 15 14 124 110
BOA USD/% 317 -06 -10 -08 189 278 14 3260 102 110 13 12 127 111
Cit USD/% 763 -09 -06 30 55 258 25 2017 86 96 10 10 120 104
Goldman Sachs USD/% 2614 -07 -04 -00 106 39 26 1024 113 117 13 12 122 110
US Bancorp USD/% 543 -15 -19 =52 45 -19 13 896 143 145 19 18 134 124
AlG USD/% 600 -04 09 -17 12 6l 0.6 541 78 83 08 07 107 98
CHUBB USD/% 1431 -05 -29 45 35 39 -2 664 96 95 12 12 132 125
METLIFE USD/% 466 -07 -01 -134 -98 -22 -78 487 100 103 09 08 95 87
PRUDENTIAL FINANCIAL USD/% 1078 -08 -31 -133 -17 -25 -63 455 123 121 09 08 89 84
MARSH & MCLENNAN USD/% 819 -10 -04 -10 -09 123 06 418 280 261 46 38 189 171
TRAVELERS USD/% 1376 -06 -21  -12 59 129 15 374 119 122 15 14 128 121
VISA USD/% 1204 -00 -04 32 86 371 56 2480 296 324 81 75 273 232
MASTERCARD USD/% 1730 04 02 28 143 580 143 1818 889 803 223 151 290 246
BLACKROCK USD/% 5395 -07 -01 -91 127 381 50 87.4 144 149 26 24 187 169
SCHWAB USD/% 520 -05 -07 -62 136 250 13 698 192 181 38 33 218 185
=

AlSiES R pt/% 32686 22 02 -78 -25 05 -12 330488 120 120 15 13 127 110
€SI 300 Banks pt/% 65458 19 08 57 31 152 69 74696 130 128 09 08 73 66
zaANoY CNY/% 88 35 34 -105 198 471 143 17210 142 140 11 10 85 77
FASoloH CNY/% 43 36 00 -38 137 314 125 13789 138 136 09 08 69 63
FI28(BOC) CNY/% 44 21 11 =66 93 172 101 12155 118 117 08 07 70 64
KAtO CNY/% 315 04 07 75 50 625 85 7752 160 160 16 14 101 88
Z3 ZorEy CNY/% 698 13 11 -114 -1 910 -03 12704 188 187 24 21 137 117
Ao} AR S CNY/% 271 35| 56 -128 -170 29 -109 7070 114 120 21 20 196 170
ZIAMALEYIS CNY/% 405 41 -07 -1.1 -102 480 -2 3406 126 136 23 21 194 162
CImic = CNY/% 180 22 -64 151 -60 81 -05 2105 86 95 14 13 172 150
stols =3 CNY/% 121 02 =67 -144 -155 =234 -6 1227 88 94 11 10 139 119
XoA = CNY/% 170 17 -59 -122 -126 08 -08 1068 98 113 16 15 178 153
SIEH0] S CNY/% 170 14 -66 -17.3 -129 -78 -4 1148 90 107 13 13 152 135
U=

TOPIX pt/% 17462 -09 16 -86 -17 122 -39 6570033 82 77 13 13 146 137
Banks pt/% 1919 -06 -01 ~-113 15 20 -58 444251 67 62 06 06 100 102
Insurance pt/% 9908 -01 -12 -115 00 -50 -65 137490 75 7. 08 08 116 106
Diversified Finan Serv pt/% 6648 -10 32 -122 09 100 -22 85409 119 115 12 11 103 99
MITSUBISHI UFJ PY/% 7646 06 -11. -138 06 01  -75 106280 68 63 06 06 100 101
SUMITOMO MITSUI FINANCIAL PY/% 46850 -07 09 -118 57 46 38 66267 72 68 06 06 95 95
MIZUHO FINANCIAL PY/% 1984 -05 11 -87 -0 -61 -30 50373 66 61 06 05 91 93
SHIZUOKA BANK LTD PY/% 10930 01 06 97 45 76 61 7051 50 50 07 06 140 135
JAPAN POST HOLDINGS PY/% 12920 -05 -08 -30 16 -130 00 58140 34 29 04 04 124 127
TOKIO MARINE HOLDING PY/% 49360 -09 -23 81 30 -30 40 36922 77 82 09 09 133 115
DAI-ICHI LIFE HOLDINGS PY/% 21505 04 -13 -126 -29 -25 -75 25763 83 61 07 07 86 109
MS&AD INSURANCE GROUP PY/% 33280 -10 04 -153 37 -148 -127 19745 53 75 07 06 129 86
NOMURA HOLDINGS PY/% 6462 -10 -15 -136 05 -126 -28 23545 87 88 08 07 90 89
ORIX PY/% 18955 -13 28 -142 14 75 05 25105 118 113 09 08 80 77
DAIWA SECURITIES GROUP PY/% 7119 -08 09 -116 23 -06 07 12098 85 80 09 09 109 110
JAPAN EXCHANGE GROUP PY/% 18520 -05 32 -133 -71 173 56 9933 177 173 36 33 210 203
S8

BES00 pt/% %0 -01 12 53 -15 24 -20 92131 96 99 18 17 148 137
Banks pt/% 1014 -04 09 52 35 77 17 12766 91 94 09 09 118 106
Insurance pt/% 17001 -02 15 43 15 64 13 5839 113 115 12 1.1 112 105
HSBC HOLDINGS EUR/% 82 06 32 72 G4 TT71TIs; 1648 82 84 12 12 144 137
BNP PARIBAS EUR/% 651 02 19 -36 34 167 46 813 81 85 08 08 103 94
BANCO SANTANDER EUR/% 57 01 26 -61 30 128 34 914 84 92 09 09 112 99
UBS GROUP EUR/% 157 -02 25 67 71 194 09 606 94 105 13 12 122 108
CREDIT SUISSE GROUP EUR/% 153 -03 19 -50 78 227 08 390 70 101 10 09 138 100
ING EUR/% 147 01 -00 -117 -27 104 -39 572 102 104 11 10 110 103
BARCLAYS EUR/% 24 44 63 09 115 -103 39 408 54 65 06 06 106 94
ALLIANZ EUR/% 1916 -03 07 -66 -31 154 0.1 844 113 113 12 12 110 105
AXA EUR/% %6 06 16 67 16 122 35 621 88 87 08 08 100 98
PRUDENTIAL PLC EUR/% 209 -05 10 58 -18 136 -33 540 207 201 25 23 123 111
ZURICH INSURANCE GROUP EUR/% 2709 -07 12 -20 49 137 50 410 115 128 15 15 134 117
SWISS RE EUR/% 827 -14 01 06 31 23 42 229 81 84 10 09 113 105
MUENCHENER RUECKVER EUR/% 1822 -06 -02| -55 -4 12 08 282 87 93 09 09 112 101




