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Fixed Income =] St 1D W 1M 3M YoY  YTD News

B2 2A(3H) %,/bp 215 20 1.0 65 223 499 1.7 |1, HS, Jhastm| HelA M HEE7L F "2Pyer sHeh
s 2AY(5H) %,/bp 241 -39 51 109 275 572 6.7 [-HRE T 112 It Hell4 TIX| SEEOt s o 2%
o= X109 %/bp 259 48 66 107 17.1 463 120 (2t O|A QiCtD OiF, YR E0t0| OpAe U Xi=et Jbssictn
A | Spread(10E-39) bp 4370 -28 56 42 52 36 10.3 |2rol
A2 Spread(S|AHIBBB-, 3Y) bp 680,70 0.1 06 05 2.1 184  -0.0 |-GrEDH HafA HAf L& AHXOZ 2 8LX| UKD 23| Qe
Oj= =10 %/bp 253 22 82 159 217 16.3 13.0 |50 2 240t tE0 2 F2H0i| o2 CHAY Ope TdE A
0|2 &TH| Spread(109-24) bp 5583 -26 57 23 247 628 3.6 |02t A=
S 2xj(104) %,/bp 058 38 147 274 136 253 15.4 | —"8QtTH, Yeat 2roiof| CHalf "eHEEl AR OFL|CH'2t D Xt
U= 2AH(109) %,/bp 007 -1.4 1.5 1.9 0.5 0.7 2.4
St= CDS(5) bp 4289 02 -144 -263 -385 122 -179 |2 28Y=, IAES Helld HE M SHE I 30t HF
Currency (THO|HERA)
USD/KRW 2/% 10720 00 09 -19 -54 -104 0.1 |-28Y= JHAISH Ha A0 2HAAIEF LIZ 67K S8l0)| CHS XA
EUR/KRW /% 12824 03 03 -03 -47 18 053¢ O ¢x7|1=2 2%
HKD/KRW 2/% 137.1 00 09 21 5.6  -11.1 0.3 |-SIREZ CAL O3io =3 7|9 AlSH 201 23| A S 432
JPY/KRW /% 96 0.1 20 -02 -48 -73 1.4
Dollar Index pt/% 919 -05 0.1 -2.1 -12 =97  -02[3AMSMY 283 [T 13% $E MaH SALH ZA(ME)
EUR/USD =e/% 12 07 -03 2.2 1.7 13.7 0.2 |-, KoiX| Sad SAlEE Tl 1622E IHA|
USD/CNY 2I0t/% 65 00 02 -17 -12 62 0.0
Commodity 4 2THQ1 0] etol MaEBZ ol AlS(FAR)
WTI ECVLER 638 04 29 1.1 243 13.2 5.6 |-ABLMY, 26l dEEEaE MEUH| 10~15% (712, 40M
Korea Market g Al 7Y 71F) Qlot
LEZAHUZ ESSVESS 157 -04 05 5.8 6.7 8.0 4.8 |-CH2 EEALE, 2 |E7| oo el Bad B Zat HH
KOSPI Zo/xH 78 -08 09 3.2 1.7 33 35 |20 24 Lisod g Qs ZHES ofF
KOSDAQ zel/x 80 04 04 2.7 5.0 47 13
NELIVIS = Z2/% 26.9 03 74 37 12.3 28.4 1.7 [5. 38Y=, sit380l & =& Horatent i Xts @7 (ML
AEZo* Z2/% 276 07 36 1.6 137 395 4.0 [-28Y=, 3iX 28 XIFAL HIECZ X|HITZ0]| THeh MTEAL
AEEA Z2/% 10.4 13 54 29 260 480 6.0 [X8 B, MUXALOFR 2|2l 22YF oF AL o1 F
OEI ZHE E 8} Z2/% 17.1 0.3 2.6 0.8 73 347 2.8 |-0|9t YE 2 SR SHX TWIISH2DL HiE S8 TR0 2IHEt
e QT QCh= U
HSCEI pt/% 12,2955 0.1 0.8 8.9 69 263 5.0
HSCEI Put Option 2 -1 -4 -46 -60 -13
HSCEI Call Option 1371 =21 28 685 461 457
Euro Stoxx 50 pt/% 35952 -04 0.7 0.1 -0.3 8.7 2.6
2
S| X premium(14) -65.9 -0.5 . 141 -435 -487

2 37t 5%

KOSPI pt/% 2,4880 -05 09 1.1 0.5 19.2 0.8 1,560,425 . .

o pt/% 3,687.4 09 65 11.8 83 373 6.8 9708 86 85 06 06 73 69
B3l pt/% 133672 06 39 3.2 23 18.8 0.8 64,881 74 74 08 08 92 85
=4 pt/% 24335 -07 54 2.3 87 304 6.0 26589 80 80 09 08 102 99
KB=g KRW /% 67,700 26 75 161 155 535 6.8 28306 103 94 08 08 84 85
PNLIONES KRW/% 52,000 -1.0 53 8.4 2.8 145 5.3 24658 105 94 08 07 715 717
siLt2g KRW/% 55,100 13 74 19.0 113 690 10.6 16310 83 84 07 06 85 79
Qales KRW/% 16950 09 83 97  -6.1 32.4 7.6 11,458 83 8.1 06 05 70 69
|ged KRW/% 17,100 12 43 93 16.7 37.9 4.0 9576 8.1 78 06 05 7.1 7.0
BNK28 KRW/% 9,620 -02 37 37 -66 93 2.1 3,135 77 78 04 04 58 55
DGB28 KRW/% 11,100 05 47 7.2 5.2 17.7 5.2 1878 84 86 05 04 59 54
APStE KRW/% 37900 -10 -29 36 20 33 43 4391 45 45 06 06 114 114
addg KRW/% 124000 -08 29 0.0 0.8 1.7 -0.4 24,800 50 52 07 07 157 138
el KRW /% 7,160 10 30 20 -16 10.2 3.6 6219 74 69 06 06 87 86
INGAYSH KRW/% 54,400 46 67 48 145 1.9 4,461 82 90 1.2 1.1 134 130
S KRW/% 7540 08 12 -48 -78 -321 -0.8 1217 85 73 05 05 83 66
bty KRW/% 277,000 1.1 5.5 45 -3 3.6 3.7 13,123 94 9.1 1.0 1.0 109 110
S4BT KRW/% 68900 -16 25 10 -104 130 -32 4878 149 142 10 09 75 7.1
SICHBHA KRW/% 45,200 13 26 23  -35 470 -38 4041 156 153 1.2 10 78 7.1
I EIES=] KRW/% 23,600 33 40 02 -65 528 0.4 2,604 199 187 1.4 12 75 7.1
ajelol AL KRW/% 9700 06 29 -85 81 136 55 6463 71 70 08 08 111 108
NHEXSH KRW /% 15050 -13 7.9 9.1 24 420 83 4235 75 74 09 09 124 121
el YAES KRW/% 76,700 05 108 135 159 706 1.2 4274 129 117 1.2 1.1 92 92
a5 KRW/% 37,700 -09 30 4.1 2.0 17.8 3.0 3367 66 63 07 07 115 113
H2=3asd KRW/% 4800 -14 67 45 2.7 348 49 2907 132 111 09 09 81 8.1
J|le5d KRW/% 87,300 -27 -05 6.6 13.5 22.1 -0.3 1,929 156 141 13 1.1 87 84
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102 7|& **HSCEI Put Option(3/28/18, 9,200pt), HSCEI Call Option(3/28/17, 11,000pt)

Compliance Notice

2 X2 X0 SUEXIES £7| U5t0] ZHIE HATO| XEHSILICE E8t AL T20| Stof HHEECl= X224 ZAL HIZ, T, 9%, (Hofe! 2 ¢
5|

=l Ch 2 ZAKIZ0| =5 & 8L FAt 2| MAIMED} Mgt atst Xt
2 9 FE2LE AT AO|LE, GPAks T FehdolLf i ige B 4 GlELICE TatM ojt FL0|= 2 Xtg= 1 240| SHUEAS| Zntof tie

XN
= .
X MAATHO Cet SUXZ 2 A 4= YELICEH



e

S&P 500 pt/% 27680 07 16 40 83 216 35 243577 173 175 32 30 186 168
Banks pt/% 350 04 19 49 122 231 40 16146 103 109 14 13 130 118
Insurance pt/% 4090 04 17 04 29 151 17 6196 102 103 13 12 129 119
Diversified Finan Serv pt/% 7080 06 29 47 112 267 43 12875 127 134 19 18 173 156
JP Morgan USD/% 1110 05 17 49 145 273 36 3846 106 124 16 16 161 127
Wells Fargo USD/% 630 -02 11 70 132 150 39 3103 112 119 17 16 155 129
BOA USD/% 310 04 16 59 187 329 39 3198 77 96 13 12 173 126
Citi USD/% 760 -01 01 -04 08 260 15 1998 55 79 10 10 144 119
Goldman Sachs UsD/% 2551 03 -07 20 53 38 01 1000 98 108 14 13 135 120
US Bancorp USD/% 570 09 31 26 45 94 58 941 133 138 21 20 166 143
AIG USD/% 610 02 12 23 41 TTZ87  T2e 550 36 77 08 08 238 112
CHUBB USD/% 1450 -05 03 -38 -19 108 -11 671 74 95 13 12 199 134
METLIFE UsD/% 530 09 41 -03 12 103 58 563 88 96 10 10 121 110
PRUDENTIAL FINANCIAL USD/% 1240 18 62 64 125 162 716 525 120 119 1.1 10 118 103
MARSH & MCLENNAN UsD/% 810 -02 -16 -35 -31 201 -05 413 288 286 56 59 213 188
TRAVELERS USD/% 1320 02 00 -06 54 125 24 32 80 102 15 14 197 130
VISA USD/% 1200 07 32 66 105 465 5.1 2716 254 281 90 83 350 290
MASTERCARD USD/% 1610 07 33 67 96 493 63 1704 795 756 255 187 352 296
BLACKROCK USD/% 5380 12 32 50 135 412 47 87.1 124 140 29 27 240 194
SCHWAB USD/% 540 11 46 68 196 311 55 726 148 177 46 41 334 225
3=

ABHESE K| pt/% 34250 01 12 44 12 98 36 344141 117 15 15 14 133 117
€SI 300 Banks pt/% 63600 04 26 43 46 184 38 70479 129 126 09 08 71 64
Z=aMoH CNY/% 80 12 34 136 113 434 25 16070 146 140 11 10 82 77
=Y CNY/% 40 2.1 3.1 7.8 50 279 42 12749 141 137 09 09 69 64
FI2H(BOC) CNY/% 40 15 23 54 -17 192 30 11440 120 117 08 08 70 66
KAow CNY/% 310 13 43 91 173 718 65 7663 159 160 17 15 112 100
53 ZotE Y CNY/% 730 13 21 20 272 1063 38 13038 180 188 29 25 177 146
Alst e CNY/% 300 06 07 -22 78 194 -05 7822 96 113 26 24 280 225
ZIAMALESOE CNY/% 390 10 -17 -70 47 405 56 3309 107 123 25 23 240 192
anc = CNY/% 190 -17 33 54 71 194 65 2227 80 87 16 15 209 183
stols =3 CNY/% 130 -13 07 =53 -96 -17.1 37 1421 81 90 13 12 176 153
XAt S CNY/% 180 -03 17 -02 -118 112 55 1138 93 99 18 17 211 187
siEto| = CNY/% 200 -13 66 33 -84 108 138 1312 81 89 16 15 206 175
o=

TOPIX pt/% 1880 -02 39 40 111 230 39 7045942 79 76 15 14 163 150
Banks pt/% 2170 04 63 72 162 129 63 497941 66 62 07 07 114 115
Insurance pt/% 11070 -04 44 39 162 161 44 151591 66 71 09 09 138 118
Diversified Finan Serv pt/% 723.0 0.2 6.3 59 6.6 16.4 6.3 9,215.1 119 115 1.3 1.2 11.4 108
MITSUBISHI UFJ PY/% 8820 06 67 85 223 207 67 123710 63 67 08 07 128 116
SUMITOMO MITSUI FINANCIAL PY/% 52280 10 74 83 214 153 74 73950 80 71 08 07 102 105
MIZUHO FINANCIAL PY /% 2160 05 56 48 94 15 56 54840 76 65 06 06 88 100
SHIZUOKA BANK LTD PY/% 12330 03 59 75 194 244 59 7950 40 50 08 08 236 159
JAPAN POST HOLDINGS PY/% 13230 06 24 27 18 -106 24 59540 12 34 04 04 502 129
TOKIO MARINE HOLDING PY/% 53970 -06 50 52 208 144 50 40370 82 67 11 10 140 151
DAI-ICHI LIFE HOLDINGS PY /% 24710 07 63 43 208 241 63 29600 66 66 09 08 138 129
MS&AD INSURANCE GROUP PY/% 38050 -24 -02 30 61 38 -02 22570 70 58 08 08 112 135
NOMURA HOLDINGS PY/% 7310 09 100 90 136 51 100 26650 97 83 09 09 111 112
ORIX PY/% 20660 07 85 78 106 130 85 27350 114 117 11 10 98 88
DAIWA SECURITIES GROUP PY /% 7640 14 81 88 183 37 81 12990 84 78 10 10 125 129
JAPAN EXCHANGE GROUP PY/% 20480 -13 44 19 07 218 44 11240 162 170 41 40 268 246
Sd

BES00 pt/% 2670 -03 10 22 17 93 23 96444 95 99 18 18 155 143
Banks pt/% 1050 04 35 44 36 127 56 13145 90 94 10 09 122 110
Insurance pt/% 1740 01 31 39 43 104 37 5959 114 116 12 1.1 115 109
HSBC HOLDINGS EUR/% 90 01 39 59 50 179 38 1791 78 84 13 13 162 152
BNP PARIBAS EUR/% 670 09 51 39 -05 105 76 837 83 80 09 09 107 107
BANCO SANTANDER EUR/% 60 12 49 49 47 185 79 954 76 85 10 09 131 115
UBS GROUP EUR/% 160 06 12 65 120 156 42 614 75 96 13 13 148 127
CREDIT SUISSE GROUP EUR/% 150 18 19 56 181 230 44 396 38 72 1.1 10 293 140
ING EUR/% 170 05 53 58 50 212 79 643 104 104 13 12 125 122
BARCLAYS EUR/% 20 =25 -41 -13 30 -163 -34 376 33 56 06 06 131 99
ALLIANZ EUR/% 2010 03 26 13 35 255 48 884 105 111 13 13 126 117
AXA EUR/% 270 07 53 45 29 92 74 645 90 94 09 09 107 102
PRUDENTIAL PLC EUR/% 220 01 39 72 81 240 35 574 217 207 31 27 139 131
ZURICH INSURANCE GROUP EUR/% 250 10 45 52 58 120 5.1 402 92 118 15 15 170 130
SWISS RE EUR/% 780 05 01 17 16 43 08 274 25 81 09 09 613 109
MUENCHENER RUECKVER EUR/% 1870 07 15 16 17 50 35 290 20 86 10 10 687 113




