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B2 2A(3H) %,/bp 213 37 53 -39 356 LAl = XE ol vratEel o Y2 88K L)
B2 2Af(5H) %,/bp 234 30 77 24 366 534 539 |-AStod 22AU8E LA J|F vis22|Y THUQ 281
sk 20K(109) %/bp 250 13 63  -45 228 394 422|598 7|E =k FETH JHAE2] 202E 0.05% Q1A
EChJ| Spread(10E-34) bp 3650 24 10 06 128 80  -7.1 |-ARted FETH X532l AAFIEY 71FE ILA 50| ¢
A2 Spread(S|AHIBBB-, 3Y) bp 680.60 -0.1 -0.1 0.2 1.4 197 17.9 |3.17~4.48%, Xo47|Z= LA HAS0| A 2.96~4.27%, 21
0]=2 2KH(109) %/bp 248 00 128 162 23.1 -7.1 0.6 [5H8 7|F =20| H3.46~4.75%
0|2 &¢h| Spread(109-23) bp 59.04 00 73  -02 229 769 —67.2 |-A5ted BAHKL ol2 S X2 XY L0 HE B S0t
S 2xj(104) %,/bp 042 00 119 7.1 -2.7 160 245 |4 et 01E £ XF Qo FEHO HtZe] ST o5
U= 2HH(109) %/bp 004 -08 -06 15 06 -16 0.0 [-28Y=, A2 It a| QM XEY O ATE A
Bk CDS(54) bp 5339 -12 -86 -184 -206 213 218
Currency 2. 7tE HOIER Jhootm| Ui R3HTH FIEAIS 23 Mu|A FT
USD/KRW 2A/% 10797 -03 -09 -09 -50 ~-100 -10.6|(@3)
EUR/KRW 2A/% 12792 02 -02 -0.1 -60 2.1 1.2 |- 234 0|0 IIEALE JHAISHEQ} BH2ASE AMH|A ST
HKD/KRW /% 1382 00 -09 -09 51 ~-106 ~-113|-AlI3tEQKB=0IFtE, 20| M st LOIES HIEFQIOZ
JPY/KRW /% 95 00 ~-16 -27 6.1 -6.7 -8 |l F= MH|A L 122 ST oY
Dollar Index pt/% 933 -0.1 -07 0.1 12 -95 92
EUR/USD =ey/% 1.2 -0.1 1.0 03 -07 13.7 13,1 |3. SILIZ 8, 28Y= 27 TH =8, X|uli71= HHRCHIHO|HA
USD/CNY 20t/ % 65 -06 -1.1  -11  -08 -59 —60|%A)
Commodity —SHEEXIF, 22 OJAR| B1 oEs #3He|22(o) ZHEY
WTI =af/HiE, % 585 02 1.8 08 136 4.4 2.7 | SR HIQSET ALRIOIA} MO B|%=Q| ALY |2 oA
Korea Market —AIRIOJA} MRl =33t QIRXNE Y| SO2RE FH Sof T
LA A2 ECVESS 109 -05 -12 6.1 1.1 4.6 5.3 [-ZAX g Yot U LAY S AT A3t
KOSPI Zel/x¢Y 48 -05 -12 -22 -09 15 1.8
KOSDAQ Zo/xH 6.1 0.1 00 -39 2.1 3.0 35 |4 EYMAN =5 O MHSHH(TLIS)
DZHojErZ* =el/% 254 20 19 =65 48 168 117 |-%2 62t HSWEH ZEAHXIES 7280t S0t F20|0H
A8Z0* Z2/% 269 -04 -03 2.4 9.9 397 382 |[HAHAPLEE 42 SIH0IE B £
A8 Z2/% 100 -06 -03 49 166 496 485 |-28%, 2AHY HIH LoD 0|F I3|HLPL HESA ¥
ClEfE T E S X E8l/% 169 -03 -03 1.0 62 343 327 [AFRlol XIE3D wixl Hol &
e -t Sntel SHEH SHMHAE SHAE THlol| w2t X
HSCEI pt/% 116531 05 25 26 49 267 251 | £42 SIHooF &
HSCEI Put Option 1 0 0 0 -38  -898 -845
HSCEI Call Option 666 63 290 -352 217 453 428
Euro Stoxx 50 pt/% 35534 -05 -02 -03 0.3 8.7 8.6
2
BH5{|X| premium( 1) bp 616 39 -49 -459 60 -288 444

2 37t 5%

KOSPI pt/% 24410 04 -17 41 25 199 204 153089 114 110 1.1 10 103 90
o pt/% 34967 03 12 83 27 255 310 92331 90 85 06 06 71 69
23 pt/% 13,2526 07 02 41 58 135 159 64255 77 74 09 08 96 91
=3 pt/% 22666 03 51 46 -14 276 289 24726 87 82 08 08 97 95
KB=g KRW /% 62300 06 05 99 143 429 456 26048 103 94 08 07 76 78
PNIoNES KRW/% 50700 00 12 6.2 06 73 120 24042 104 94 07 07 74 76
siLae KRW/% 50300 -10 19 9.7 65 543 610 1488 83 84 06 06 78 72
ool KRW/% 16200 03 -06 06 74 223 271 10951 82 81 06 05 66 66
J|ges KRW/% 17200 24 65 92 211 265 354 9632 79 77 06 05 72 70
BNK2S KRW/% 9690 21 33 40 36 88 116 3158 78 79 04 04 58 55
DGBE2S KRW,/% 11,050 28 68 136 73 111 131 1869 84 86 05 04 58 54
st KRW/% 41200 -02 0.7 9.1 126 3.1 38 4773 45 45 07 07 124 124
addg KRW/% 122000 -20 -20 96 5.2 6.6 8.4 24,400 50 52 07 07 154 135
sishancy KRW/% 6980 -10 -20 62 17 25 69 6062 74 69 06 06 87 83
INGAY KRW/% 53500 -27 43 -06 149 4387 82 90 1.1 11 132 128
EQrAT KRW/% 7930 10 04 -23 14 413 -376 1280 85 73 05 05 87 69
APATSERY KRW/% 267500 00 -02 11 41 -18 04 12673 98 93 10 09 107 105
=osiny KRW/% 71500 10 06 78 -29 105 144 5062 149 143 11 10 78 73
SCHBHAL KRW/% 47300 -03 14 105 53 474 502 4229 160 154 12 11 80 74
EIESSH] KRW/% 24200 02 36 18 08 532 582 2670 228 201 15 13 68 68
ajelol AL KRW/% 8960 -02 -138 -185 -95 226 238 5970 72 70 07 07 103 102
NHEXSH KRW/% 14000 07 -18 44 45 393 451 3940 75 73 09 08 115 114
SIRIR= KRW/% 67,400 06 -17 -39 94 595 609 375 130 116 10 09 81 82
AMaE KRW/% 35950 01 -30 58 33 140 169 3210 65 62 07 07 113 110
N EESS=ET KRW/% 4655 08 02 69 40 268 345 2819 138 120 09 08 78 75
JIe5H KRW/% 83500 05 -50 58 150 184 160 1845 156 139 12 11 85 84
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S&P 500 pt/% 26830 00 03 31 75 185 199 237908 164 168 32 30 200 18]
Banks pt/% 3450 -0.1 18 101 131 195 214 15772 88 97 14 13 158 138
Insurance pt/% 4010 -03 -09 09 32 123 135 6100 83 99 14 13 171 131
Diversified Finan Serv pt/% 6810 -03 04 77 112 220 236 12466 116 121 19 18 203 175
JP Morgan USD/% 1070 -04 12 93 142 234 245 3728 106 115 16 15 156 137
Wells Fargo USsD/% 620 -01 28 138 139 100 117 3031 110 116 17 16 151 140
BOA USD/% 300 02 29 124 207 322 352 3117 78 89 12 12 167 135
Citi USD/% 750 -04 10 48 66 238 270 1996 68 73 10 09 144 126
Goldman Sachs UsD/% 2590 -08 07 98 125 75 82 1015 104 102 13 13 135 125
US Bancorp USD/% 540 -01 -01 51 16 43 60 904 132 133 21 19 159 144
AIG USD/% 590 -13  -0.1 05  -28 -107  -92 533 37 68 07 07 219 118
CHUBB USsD/% 1450 01 -24 -25 14 91 99 674 73 96 13 13 199 135
METLIFE UsD/% 510 -05 -13 -21 -02 47 57 534 89 96 10 10 115 107
PRUDENTIAL FINANCIAL USsD/% 1160 -05 04 66 103 94 116 493 118 118 11 10 111 101
MARSH & MCLENNAN UsD/% 810 00 -29 -20 -26 178 194 412 285 275 56 61 212 191
TRAVELERS USD/% 1340 00 -04 35 96 100 98 38 74 96 15 15 192 139
VISA USD/% 1130 02 -10 06 94 442 444 2554 254 281 85 78 329 215
MASTERCARD USD/% 1510 02 -17 -12 89 441 461 1597 795 747 236 176 330 280
BLACKROCK USD/% 5120 -03 00 67 170 328 346 829 124 136 27 26 229 200
SCHWAB USD/% 520 -04 16 138 225 292 319 698 149 157 45 40 321 259
3=

ABHESE K| pt/% 32800 -05 04 -22 -19 51 57 327610 118 116 16 15 145 128
CSI 300 Banks pt/% 61040 -01 10  -41 14 139 140 67094 134 129 10 09 72 68
a8 CNY/% 70 24 44 14 50 381 360 14904 145 140 11 10 77 72
=Y CNY/% 40 03 03 -32 44 17.6 18.7 1,1758 141 137 09 08 63 59
Z223(B0C) CNY/% 40 05 16 -20 67 140 140 10923 119 116 08 07 67 64
Fares CNY/% 290 00 34 -27 139 650 664 7230 160 159 16 15 107 95
53 ZotE Y CNY/% 740 02 49 06 367 1112 1093 13204 183 189 30 26 181 150
Mgt M CNY/% 310 -19 19 -36 99 287 294 8029 95 113 27 25 300 241
ZIAMALESOE CNY/% 430 -16 41 -39 146 562 555 3596 107 122 28 25 266 218
amc =4 CNY/% 180 -07 02 -50 03 122 125 2084 79 87 15 14 197 172
stols =3 CNY/% 130 05 -14 =91 =122 -160 -17.4 1377 80 89 13 12 170 149
XAt S CNY/% 170 =22 33 131 -175 19 40 1072 93 99 17 16 200 178
siEf0 5 CNY/% 170 =29 44 =111 =211 -36 -27 1169 79 87 14 13 186 156
o=

TOPIX pt/% 18320 02 08 29 95 191 206 6847455 80 77 14 13 160 147
Banks pt/% 2050 -09 07 85 106 60 82 473251 67 63 07 06 108 109
Insurance pt/% 10730 -0.1 09 84 139 119 130 146688 66 71 09 08 132 115
Diversified Finan Serv pt/% 6870 -02 12 46 49 96 110 87798 119 115 12 11 109 103
MITSUBISHI UFJ PY/% 8400 -07 22 102 167 141 166 117800 63 68 07 07 122 110
SUMITOMO MITSUI FINANCIAL PY/% 49170 -12 10 104 140 77 102 69550 80 71 07 07 96 99
MIZUHO FINANCIAL PY/% 2060 -07 02 34 32 -41 -18 52330 76 66 06 06 84 95
SHIZUOKA BANK LTD PY/% 11630 -22 -13 122 148 160 184 7500 40 50 08 07 223 150
JAPAN POST HOLDINGS PY/% 12920 -05 -10 21 -52 -132 ~-114 58140 12 34 04 04 490 126
TOKIO MARINE HOLDING PY/% 52040 03 18 80 170 70 85 38930 82 67 11 10 135 146
DAI-ICHI LIFE HOLDINGS PY/% 23670 -09 07 76 230 214 216 28350 66 66 09 08 133 124
MS&AD INSURANCE GROUP PY/% 38330 03 04 108 43 43 58 22740 70 59 08 08 112 129
NOMURA HOLDINGS PY/% 6680 -04 -0 38 52 59 -3 24330 97 83 08 08 101 102
ORIX PY/% 19300 -02 13 37 61 52 58 2550 114 117 10 09 91 83
DAIWA SECURITIES GROUP PY/% 6990 -11 -09 01 76 -58 -29 11880 84 77 09 09 114 120
JAPAN EXCHANGE GROUP PY/% 19940 01 07 05 19 165 194 10950 162 170 40 39 261 239
Sd

BES00 pt/% 2620 -01 05 10 15 85 82 94443 93 95 19 18 165 152
Banks pt/% 1010 -06 08 24 04 85 95 12608 91 90 09 09 128 116
Insurance pt/% 1680 -02 -01 06 36 65 65 5775 114 14 12 11 130 112
HSBC HOLDINGS EUR/% 90 -05 13 35 56 178 159 1715 78 84 12 12 153 143
BNP PARIBAS EUR/% 630 -05 00 -11 -51 29 40 786 84 82 08 08 101 100
BANCO SANTANDER EUR/% 60 22 -05 07 -14 144 147 903 75 82 09 09 124 108
UBS GROUP EUR/% 150 -06 06 69 112 166 176 593 81 94 12 12 140 123
CREDIT SUISSE GROUP EUR/% 150 -01 20 90 184 273 324 387 38 70 10 10 242 137
ING EUR/% 160 -05 05 16 20 141 163 604 104 104 12 11 17 15
BARCLAYS EUR/% 20 -12 00 68 66 -10.1 -95 388 34 57 06 06 133 99
ALLIANZ EUR/% 1950 -03 -11 -16 53 243 241 858 107 109 13 12 122 114
AXA EUR/% 250 -05 -04 -07 17 47 50 616 91 94 09 08 102 97
PRUDENTIAL PLC EUR/% 210 04 21 02 84 176 159 550 216 206 29 26 133 124
ZURICH INSURANCE GROUP EUR/% 2540 -06 -13 00 41 81 86 384 94 117 15 14 155 125
SWISS RE EUR/% 780 -04 -08 -03 73 54 49 273 25 81 09 09 607 107
MUENCHENER RUECKVER EUR/% 1840 -01 -12 -34 38 30 23 285 21 85 10 09 700 112




