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Fixed Income =] LWl 1D W 1M 3M YoY  YTD News
B2 2A(3H) %,/bp 2.09 1.0 19 -39 312 358 456 |1. 32 M ISK GAAM S5 2N EH0HY)

B2 2Af(5H) %,/bp 2.28 13 22 73 304 354 485 |-&HAIS 20l 5187| S0 BEMES |IHESIF 0| 600~700%
st 2 0Af(10) %,/bp 2.48 15 05 57 20.7 283 408 |0f O|2& AIXS X|ZSICH 12€ 200~300%2 HA
FTI| Spread(104-38) bp 3880 05 -14 -18 ~-105 -75 -4.8 | -2 Y20 EEAL ALYH| EHO| MY HE LIAH AFIHY 82
A2 Spread(S|AHIBBB-, 3Y) bp 681,10 -02 -0.1 -0.0 24 252 18.4 | HO|XI EEAISO| 28 2X2|= DA
Oj=2 2102 %/bp 236 25 46 49 325 23 -11.2 |-2Y, 11YRE AEon), t2|Xot, NHsEEE, AIG S
0|2 &¢h| Spread(109-23) bp 56,10 29 =67 -125 =216 -685 702 |47HAF CHAY R AMQiH| @RAEH H12 HAL &i
= 2%H(104) %,/bp 029 -02 -74 34 -14 54 1.8
Qs 2LH(10) %,/bp 006 0.2 1.8 25 47 25 1.7 |2. 7t ATM2=42 BX| "W 627EX| SR (L)
St CDS(5W) bp 5794 04 -08 -190 -180 353 322 |-0t=2IFIeodl 28Xt537|7|(CD,ATM)OIR S48 HX|
Currency FME LHE 62 30UNX| 671 ARSI e
USD/KRW /% 10935 00 05 -1.7 32  —64  -95|-112€ IHO| =X N2 4650t A 4F 52002,
EUR/KRW /% 1,287.6 -06 -0.1 -02 44 29 1.9 (041 42 50022 7|5, N2FIE L1 34300
HKD/KRW /% 140.1 00 05 -1.7  -3.1 -7.0 -10.1
JPY/KRW /% 97 00 00 -10 -7.1 -5.8  —6.7 [3HIEZQI 194X 22 ZF. S2AE H|F 20% Hof(01ZF)
Dollar Index pt/% 938 02 08 -12 23 64 87 |-HIER JIH 7Y QT 9A| 72| 18+ 4199%21(15332H4)7HX|
EUR/USD =2A/% 12 -02 ~-1.1 1.6 -2 95 12.2 | K0k AR £|X] 712
USD/CNY 210t/% 66 0.1 02 -03 20 37  -4.8|-HETQIO| HE AR XIQI0| =oto|| Tt | T2
Commodity -0|= ARS8 H2HA(CBOE), AP MEHeA(CME) 2} 2124
WTI ECVE ERA 56.7 13 0.0 -1.3 12.9 4.6 -0.6 |02 HIEZQI MS Hef JHAIS o H, L& =328 HeA
Korea Market Jbsth el HERI M3 EA| A&
L™ A2 ESSVESS 146 05 -20 4.6 6.4 8.1 8.9 [-7hdotT HEHQl TOI0ZI0)| =™ MIH| HIEZQ! HefA
KOSPI ECVESS 63 -03 -3 0.9 1.0 2.6 3.3 [OflM = ot2 ZHIE HIF 21%2 A6 IIF)
KOSDAQ ECVESS 83 08 1.1 3.7 5.4 5.5 5.6
D ZHojEZ* Z2/% 254 -08 -23 3.8 7.1 21.4 11.6 |4, 22¢, XHYIB & Laiols TofAE] M2i(01Z)
830 Z2/% 270 02 06 7.1 116 391 38.8 |-2UY, XY EXr2WO 2 MHEY K|S Qreo}S THof ARt
Alext Z2/% 10.1 0.6 1.0 128 205 519 499 |3t SH=2EXSRO)| To 726 15X THOfAE] H
O[St B A" =2/% 169 -00 -15 40 70 324 330 |-¥% X0 BHYIZ8 Y It 0t e SIAO] TS AE
=m =XPHOZ W0l Tl AEfof Cist A o1 F
HSCEI pt/% 11,1507 -0.1 -28  -42 0.5 13.4 19.7
HSCEI Put Option 3 -1 -1 -1 =57 669  —843 |5 O|FFE At WS KBS+ HER 10% ASHML)
HSCEI Call Option 314 -19 299  -438  -211 —69 76 |- 22 IO ALHH| ZA SO 2 BdE Qlot
Euro Stoxx 50 pt/% 3,573.1 03 0.1 -2.3 3.6 13.7 9.2
2
S| X premium(14) bp -347  -42 -84 -153 189 -335 -175
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3 0t 5% YTD Ma'? ,;f,f; ROE ROE PBR PBR PER
= (%) (%) (HH)  (HH)  (HH)

KOSPI pt/% 24620 -05 -06 -35 50 212 215 1542253 111 110 L1 10 106 92
o pt/% 33028 -12 -14 -05 49 230 238 87155 89 85 06 05 67 66
23 pt/% 129090 -07 -09 -20 79 58 129 64412 67 65 09 08 96 90
=3 pt/% 23721 06 12 44 85 389 349 26018 89 83 09 08 101 99
KB28 KRW /% 59,200 1.7 -12 31 143 333 383 247527103 94 07 07 72 74
PNIoNES KRW /% 48050 -06 -07 -11  -12 16 62 22785 104 94 07 07 70 72
siLae KRW /% 46650 -19 17 22 47 372 493 13809 83 83 06 05 72 67
SEJELY KRW /% 15800 -06 -25 10 -76 215 239 10681 82 81 05 05 65 65
J|ges KRW /% 15550 06 2.2 30 87 123 224 8708 79 77 05 05 65 64
BNK2S KRW /% 9360 -1.1 -16 06 24 33 78 3051 79 79 04 04 56 53
DGB2E KRW,/% 9950 -10 -03 14 -25 -05 18 1683 84 86 04 04 53 49
AEiE KRW/% 39350 -04 3.0 2.9 86 74 09 4559 45 43 07 06 120 120
addg KRW/% 124,500 16 -27 57 73 55 10.7 24,900 50 52 07 07 157 138
Shopae KRW /% 7160 -10 -40 -35 4.4 20 96 6219 57 55 06 06 88 83
INGAY KRW /% 55000 -04 15 103 340 4510 82 90 12 11 136 132
EQrAT KRW /% 7900 -15 -27 -89 -72 | -425 -37.8 1275 87 72 05 05 82 69
AL KRW /% 262000 -08 08 30 40 97 24 12412 98 90 10 09 105 106
=osy KRW /% 68800 -07 04 04 -51 -35 10.1 4871 150 142 10 09 74 70
SICBHAL KRW /% 45150 -0.7 40 06 28 258 433 403 161 159 11 10 75 68
EESSS KRW /% 24200 28 58 42 08 440 582 2670 211 187 15 13 73 74
ajelol AL KRW/% 10,600 00 3.4 50 747 510 464 7063 71 70 09 08 125 120
NHEXSH KRW/% 1375 -07 1.1 -18 19 389 425 389 75 73 08 08 113 112
SIRIR= KRW /% 68500 -0.7 04 75 112 631 635 3817 129 114 10 09 82 84
A= KRW/% 36350 -10 -0 10 33 148 182 3246 64 61 07 07 117 114
N EESS=ET KRW /% 4710 -09 02 6.1 13 342 361 2853 138 120 09 08 79 76
Py KRW /% 81,700 -20 -06 136 51 205 135 1806 156 140 12 11 83 82

*DHOJELS, A2 0{S 129 7Y JIZ **HSCEI Put Option(12/28/17, 9,200pt), HSCEI Call Option(12/28/17, 11,000pt)
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S&P 500 pt/% 26370 03 -04 18 70 177 178 233151 163 168 31 29 197 179
Banks pt/% 3370 03 16 60 191 184 185 15330 88 95 14 13 154 138
Insurance pt/% 4060 -02 -07 09 111 143 150 6186 83 99 14 13 172 134
Diversified Finan Serv pt/% 6740 04 15 67 162 206 224 12284 115 119 19 18 201 176
JP Morgan USD/% 1050 -03 01 59 182 244 212 3630 105 112 16 15 152 136
Wells Fargo USsD/% 590 13 51 78 195 36 77 2923 111 114 16 15 149 138
BOA UsD/% 290 05 22 59 253 275 302 3002 79 88 12 11 159 133
Citi USD/% 750 -06 -07 31 135 270 262 1982 68 72 09 09 143 127
Goldman Sachs UsD/% 2486 11 04 36 152 55 38 974 104 101 13 12 130 122
US Bancorp USD/% 550 06 -05 27 101 69 69 911 132 133 21 20 161 147
AIG USD/% 600 -08 -07 42 22 “83 ‘88 535 37 69 07 07 219 119
CHUBB USsD/% 1490 -09 -18 -02 108 131 131 694 73 96 14 13 205 139
METLIFE UsD/% 540 12 -01 04 145 60 117 564 90 98 11 10 119 113
PRUDENTIAL FINANCIAL USsD/% 1160 08 04 39 179 103 118 493 120 119 10 10 111 102
MARSH & MCLENNAN UsD/% 840 -08 -02 15 62 206 239 427 285 275 58 61 220 200
TRAVELERS USD/% 1340 -08 -10 04 165 137 96 37 74 95 15 15 192 141
VISA USD/% 1110 15 -11 06 65 405 428 2308 254 281 84 77 325 274
MASTERCARD USD/% 1490 14 -07 -03 95 420 447 1582 794 755 241 184 327 278
BLACKROCK USD/% 5120 01 22 82 237 349 347 830 124 136 27 26 229 201
SCHWAB USD/% 510 11 47 157 340 297 294 685 149 156 44 39 316 259
3=

ABHESE K| pt/% 32720 -07 -14 -42 -28 18 54 325842 118 116 16 15 145 128
CSI 300 Banks /% 61740 -09 06 24 15 100 154 67574 134 129 10 09 73 68
Z=aMoH CNY/% 70 -14 -14 04 04 264 294 14230 145 140 10 09 73 69
=Y CNY/% 40 -05 1.1 19  -05 167 219 1,205.1 141 137 09 08 65 6.1
FI2H(BOC) CNY/% 40 -05 03 -03 62 119 145 1093 119 116 08 07 68 64
KAow CNY/% 280 24 26 43 71 506 605 6982 160 158 16 14 103 92
=3 Zotwy CNY/% 690 -11 18 62 248 881 937 12155 183 189 28 24 168 140
Alst e CNY/% 310 -10 15  -29 101 272 306 8078 93 110 27 25 313 252
ZIAMALESOE CNY/% 20 -14 09 -07 99 395 516 3526 107 122 27 24 261 214
amc = CNY/% 190 34 30 28 47 114 159 2143 79 86 15 14 200 175
stols =3 CNY/% 140 -22 -06 -29 -53 -150 98 1473 80 89 14 13 184 160
XAt S CNY/% 190 -13 -10 -10 -33 72 160 1180 95 102 19 18 219 196
siEf0 5 CNY/% 200 -11 11 36 -120 53 92 1226 78 87 16 15 208 175
o=

TOPIX pt/% 17860 12 -03 -17 121 181 17.6 6690635 79 77 14 13 156 144
Banks pt/% 1930 -02 -08 -06 131 -16 19 447707 65 63 06 06 103 103
Insurance pt/% 10370 03 01 22 182 39 92 141803 68 73 09 08 123 111
Diversified Finan Serv pt/% 6730 01 -18 -26 103 61 88 85773 118 114 12 1.1 106 101
MITSUBISHI UFJ PY/% 7790 -08 -16 25 192 45 82 109330 63 67 07 07 113 103
SUMITOMO MITSUI FINANCIAL PY/% 45730 00 06 09 143 -15 25 64680 80 69 07 06 89 93
MIZUHO FINANCIAL PY /% 2020 02 -11  -14 87 -81 -39 51190 76 64 06 06 82 94
SHIZUOKA BANK LTD PY/% 10930 03 -14 26 170 71 113 7050 40 51 07 07 210 142
JAPAN POST HOLDINGS PY/% 12660 02 -20 -32 58 -159 -132 56970 12 36 04 04 480 124
TOKIO MARINE HOLDING PY/% 50270 01 14 35 195 -49 48 37600 82 73 10 10 130 133
DAI-ICHI LIFE HOLDINGS PY /% 23300 10 15 94 369 177 197 27910 66 62 08 08 130 13
MS&AD INSURANCE GROUP PY/% 35720 07 -23 64 27 -50 -14 21190 70 68 08 07 105 104
NOMURA HOLDINGS PY/% 6620 -02 -13  -21 161 -100 -40 25290 97 83 08 08 100 100
ORIX PY/% 1870 00 -35. =59 93 19 24 24720 114 117 10 09 88 80
DAIWA SECURITIES GROUP PY /% 6870 05 -15 =61 155 92 -46 11680 84 75 09 09 112 119
JAPAN EXCHANGE GROUP PY/% 20240 -02 -18 -03 119 125 212 11110 162 170 41 40 265 242
Sd

BES00 pt/% 200 01 01 -21 31 112 73 93851 91 95 19 18 163 150
Banks pt/% 90 09 -05 -13 31 74 72 12374 88 90 09 09 125 114
Insurance pt/% 1670 -02 -10 -17 58 62 56 5736 114 14 12 11 129 11
HSBC HOLDINGS EUR/% 80 01 -11 <10 03 68 105 1661 78 83 12 12 147 138
BNP PARIBAS EUR/% 630 04 -07 25 10 62 43 788 85 82 08 08 101 100
BANCO SANTANDER EUR/% 60 05 -20 -16 48 201 134 892 75 83 09 09 122 107
UBS GROUP EUR/% 150 06 00 03 91 10 103 559 82 95 12 11 133 117
CREDIT SUISSE GROUP EUR/% 140 02 04 35 204 181 243 365 39 69 10 09 227 132
ING EUR/% 150 20 12 25 51 137 147 596 103 103 12 11 116 114
BARCLAYS EUR/% 20 03 -10 57 42 -184 -142 374 36 60 06 06 126 94
ALLIANZ EUR/% 1990 02 01 -07 104 274 267 887 107 110 13 12 124 116
AXA EUR/% %0 01 01 02 64 41 58 621 91 94 09 08 102 97
PRUDENTIAL PLC EUR/% 210 -04 30 -23 26 94 108 534 214 206 28 21 127 119
ZURICH INSURANCE GROUP EUR/% 2540 01 -01 -14 60 101 82 384 95 117 14 14 150 124
SWISS RE EUR/% 780 05 -16 -27 95 64 60 271 25 81 09 09 551 106
MUENCHENER RUECKVER EUR/% 1850 -02 -16 59 98 40 27 286 21 85 10 09 734 112




