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Fixed Income el W 1M 3M YoY  YTD News

Sk 2AH(3H) %/bp 24 244 350 482 533 |1. 7tAHISA s, ADTI, DSR CHEF SIH(THL)

Bk 2Af(5H) %,/bp 238 -05 25 245 347 548 576 |-28Y3= USF Bt Al DTIQ DSREZZ Y YHE oY

s 2109 %/bp 256 07 27 16,6 232 480  49.0 |-Lid 12526 HE&l= A DTle S+ FHUE 2R3 X0t

EChJ| Spread(10E-34) bp/bpchange 3930 -0.1 03 78 118 -02  -43|JpE 32 g3hete B J|E REHO| 0| O{EH| HtESH=I}

A2 Spread(3JAHHBBB-, 3Y) bp/bpchange 681.10 0.4 0.0 15 31 30.8 18.4 |0{5

Oj=2 2102 %/bp 238 53 34 7.2 15.3 153  -10.0 |-28Y=, A}x B8 I HZICH= & D8 X7t U= Al

0|2 2X|7|122((304) %/bp 418 Ft 00 2.0 60  23.0 -21.0 |THEDHY| CHA! TA| OH|2 Hlbshe S M8 IHsd 2

= 2%H(104) %/bp 038 00 0.1 04 69 7.9  20.1 |-DSR A2 OrO|HATZE S| 27| {EH XBsH=Tt 0f%

U= 2RY(10H) %/bp 005 06 22 12 1.0 25 1.2 | 28492, 2WS2 XTI |HH 7|2t LofA Xt Mo 2 gHy|

sk CDS(5H) bp/bpchange 6885 24 -41  -17 70 324 571 |Ho AMSte Ut HE B

Currency -=8Y= AKX}, "THEF Al DTI, DSR YH ARIOZ FHMIHA

USD/KRW 2A/% 1,014 -10 -13 -23 -35 -58  -88 |22 ALEHH|, ANKD|GHXIT Helgot M oJ|X| JHH

EUR/KRW /% 12999 -10 04 23 -29 35 2.9 ot S AR SYHAY 22 A =XtHo2 UWH o "lg

HKD/KRW /% 1410 -10 -14 24 -34 -4 94

JPY/KRW /% 97 -10 -12 -33 59  -93  -62 |2 YEX UM SEAL MRIZOSHE 22k

Dollar Index pt/% 939 01 -06 0.6 04 -65 -85 |-DB2SEXf O]z XSE OEfS RS HSX} Al A% =0+

EUR/USD =$/% 12 -02 1.1 -02 00 101 12.2 |QTISHE H|oh Mg

USD/CNY 2I0t/% 66 01 01 06 09 36  —47|-2U SEAtS| ALTOISHZ QI XtI|XHEO| 100%0] IR

Commodity T2

WTI Eaf/HidE, % 55.1 -03 -36 58 167 100 34

Korea Market 3, 20K "KBLE Mt ¥ZF il (01 R)

LA A2 ESJVES] 136 36 22 35 47 6.1 8.0 [-20Y KB2EXIZF UA| FZ0||A] CHEO|AIt OJALS] LY SIS
KOSPI ELVESC 56 -17 -13 -05 -05 1.0 2.6 |Q% € 2 QT2 511 O|AREE =MD Q3| QIR OfA}
KOSDAQ ESVES 80 -19 35 4.1 5.3 5.1 5.3 | 3] OEQl ALRIOJA} 86t =2 ot Hat et CHEE oY

nkilviEE=y Z2/% 254 44 48 35 5.2 116  11.7 |=XJ} Herst A

A8Z0* Z2/% 260 05 21 75 93 325 337 |-=0UUAZ, KBS =2 HaHF K[etof gitisty |2 HE 2
UEEX Z/% 94 05 28 12.9 127 37.1 38.7 |H
OEIE T H X Z8l/% 167 05 1.8 47 75 301 311

SHnE 4. XA LT, "2WE DT L XHESE S (TH|HA)

HSCEI pt/% 11,5340 1.1 -18  -06 66 232 239 |-xZA| ZTYR "ZUHLBHO| 20|19 IH SISt S FY

HSCEI Put Option 4 -3 2 -2 -84  -882 842 |MX INMSACH FAMH IHME 28 XH2ets QoA

HSCEI Call Option 677 111 -166 -74 307 439 |-HEEY T T2 HEEE IHY Al JHQIEOE JHelst

Euro Stoxx 50 3,564.8

2 37t 5%

KOSPI pt/% 25348 07 -06 20 73 280 251 1585958 112 110 12 10 109 95
oy pt/% 33193 15 15 -12 -55 247 244 87500 89 85 06 06 68 67
23 pt/% 130498 07 -02 01 -1 87 142 66201 67 65 09 08 99 94
=3 pt/% 24134 04 63 19 17 288 373 2629 87 80 09 08 102 101
KB2g KRW/% 58000 12 05 12 18 432 355 24250 104 93 07 07 71 714
ABER|= KRW /% 48750 06 07 -13  -73 114 717 23117 104 93 07 07 71 73
siLtae KRW/% 47600 38 30 10 -52 460 523 14090 83 83 06 06 74 69
SEIE KRW /% 16400 06 31 57 111 361 286 1108 82 80 06 05 67 68
IS L] KRW/% 15350 10 20 51 20 176 209 859 79 77 05 05 65 64
BNK2S KRW /% 9410 16 14 68 -125 16 84 3067 78 78 04 04 56 54
peB2g KRW /% 9600 18 26 81 -165 00 -17 1624 84 85 04 04 51 47
FUveET= KRW/% 38100 -07 -04 51  -08 -154 -40 4414 42 40 06 06 117 17
A KRW/% 132000 08 -04 100 86 138 17.3 26400 50 51 08 07 167 147
ShotA KRW /% 7540 29 05 58 26 117 155 6549 57 55 06 06 93 88
SO KRW/% 8420 -05 -19 85 -103 -357 -337 1359 87 72 05 05 88 7.4
AbBTY KRW/% 271000 02 -02 -27 54 66 09 12839 95 88 10 09 111 111
Sy KRW/% 67700 04 -15 -118 -164 -61 83 4793 150 143 10 09 72 68
SO KRW/% 44000 00 -20 60 -76 234 397 3934 163 155 11 10 72 67
VEIES-5 KRW/% 24950 -10 -18 29 31 503 631 2753 210 186 15 13 76 77
a|2Hof A2 KRW/% 10550 05 60 -3 05 356 457 7030 70 69 08 08 128 121
NHEXIEH KRW/% 14550 07 47 -17 58 426 508 4094 74 70 09 08 119 121
PEEERIES KRW/% 68400 -23 69 22 13 591 632 3812 126 114 10 09 82 84
ARz KRW/% 38200 12 67 58 27 137 242 3411 61 59 08 07 127 123
NEIES=E KRW /% 4680 22 52 -08 -70 279 353 2834 133 110 09 08 80 77
Jle5 KRW/% 85000 -23 141 126 30 276 181 1878 154 133 12 11 88 89

“THCIELS, A8 Bo%S 11

[

159 J|& **HSCEI Put Option(12/28/17, 9,200pt), HSCEI Call Option(12/28/17, 11,000pt)
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S&P 500 pt/% 25856 08 00 11 48 188 155 227522 163 169 31 29 194 176
Banks pt/% 3146 02 07 03 56 215 107 14333 88 95 13 12 144 129
Insurance pt/% 3991 -08 -10 -07 22 168 130 6120 87 102 14 13 168 131
Diversified Finan Serv pt/% 6274 04 00 15 46 190 139 11446 115 119 18 17 187 163
JP Morgan USD/% 985 03 09 06 69 272 141 3417 105 112 15 14 143 128
Wells Fargo USsD/% 546 16 11 15 36 57 09 289 111 113 15 14 137 127
BOA UsD/% 268 -01 10 20 106 355 211 2791 79 88 11 10 148 124
Citi USD/% 717 -01 -10 -01 58 312 206 1895 68 72 09 08 137 122
Goldman Sachs UsD/% 2394 07 -06 -13 61 161 -00 941 103 101 12 12 125 117
US Bancorp USD/% 518 -04 -06 -45 -20 82 09 860 132 133 19 18 151 139
AIG USD/% 601 -18 -35. =61 -46 -63  -80 540 46 72 07 07 220 19
CHUBB USsD/% 1489 -15 -18 -10 06 187 127 691 74 95 14 13 201 139
METLIFE UsD/% 515 -06 -24 -25 75 75 73 542 90 100 10 10 113 108
PRUDENTIAL FINANCIAL USsD/% 1104 01 -14 09 49 130 61 468 120 122 10 09 106 97
MARSH & MCLENNAN UsD/% 829 -03 -00 -12 61 225 227 423 290 280 58 59 218 199
TRAVELERS USD/% 1308 -22 -28 15 10 175 69 38 75 95 15 14 184 137
VISA UsD/% 1170 09 -10 25 75 386 423 2524 254 281 83 77 324 273
MASTERCARD USD/% 1503 13 07 28 136 445 456 159.1 794 755 242 185 330 280
BLACKROCK USD/% 4740 07 16 -08 110 290 246 768 124 136 25 24 212 187
SCHWAB USD/% 446 02 15 04 96 216 13 598 149 156 36 32 276 227
3=

ABHESE K| pt/% 33993 -0.1 -08 08 40 59 95 336665 118 116 17 15 149 132
CSI 300 Banks /% 59888 -06 -02 -17 19 112 119 65775 134 129 09 08 7.1 66
a8 CNY/% 68 -09 -23 -42 03 277 246 14285 145 140 10 09 71 66
=Y CNY/% 36 -1.1 -30 5.1 2.2 13.0 15.2 1,1433 141 136 08 08 62 58
Z223(B0C) CNY/% 38 -08 -20 72 -45 133 116 10766 119 116 08 07 66 63
Fares CNY/% 281 08 38 40 121 551 597 6976 160 158 16 14 102 92
53 ZotE Y CNY/% 730 55 101 260 429 1086 1061 12824 179 186 30 26 182 153
Mgt M CNY/% 335 35 22 188 222 466 391 877 92 106 29 26 337 274
ZIAMALESOE CNY/% 461 56 84 189 369 535 659 3814 106 118 29 27 285 238
amc = CNY/% 178 -14 25  -04 38 21 110 2078 79 86 14 13 193 171
stols =3 CNY/% 141 =20 -38 -45 -41 -173 -108 1477 80 89 14 13 182 158
XAt S CNY/% 186 -19 -45 -78 28 -35 139 1168 94 101 19 17 216 192
siEf0 5 CNY/% 192 30 -58 -108 -36 -84 73 1278 78 87 16 15 203 172
U2

TOPIX pt/% 17617 10 -28 22 91 238 160 6587910 78 76 14 13 156 144
Banks pt/% 187 02 -39 -17 40 54 -16 432523 65 63 06 06 100 100
Insurance pt/% 992 05 -22 24 55 114 49 135465 72 74 09 08 114 109
Diversified Finan Serv pt/% 6552 02 60 51 21 112 59 82743 118 115 11 10 104 98
MITSUBISHI UFJ PY/% 7387 03 -24 12 66 97 26 103623 63 66 06 06 107 100
SUMITOMO MITSUI FINANCIAL PY/% 43580 -00 -32 -06 51 54 23 61641 80 68 06 06 85 90
MIZUHO FINANCIAL PY/% 1980 08 -35 -09 38 01 -56 50271 76 65 06 06 81 92
SHIZUOKA BANK LTD PY/% 10370 06 -34 27 88 136 56 6690 40 50 07 06 199 135
JAPAN POST HOLDINGS PY/% 12450 -07 -45 -42 90 -108 -147 56025 12 35 04 04 472 123
TOKIO MARINE HOLDING PY/% 47390 -03 -28 20 54 15 12 35449 82 78 10 10 123 123
DAI-ICHI LIFE HOLDINGS PY/% 21440 10 04 33 151 162 102 25686 66 65 08 08 120 123
MS&AD INSURANCE GROUP PY/% 37220 06 -33 21 -14 97 27 22082 70 78 08 08 109 94
NOMURA HOLDINGS PY/% 6437 09 =54  -19 03 85 66 24606 97 83 08 08 98 97
ORIX PY/% 18735 -02 -66 -29 49 72 27 24808 114 117 10 09 89 80
DAIWA SECURITIES GROUP PY/% 6996 00 -43 40 134 61  -29 11889 84 75 09 09 114 122
JAPAN EXCHANGE GROUP PY/% 19640 14 63 64 14 203 176 10784 162 170 40 38 257 237
Sd

BES00 pt/% 2588 07 -13 -6 14 141 68 92849 91 96 19 18 163 150
Banks pt/% 983 03 -10 -22 -30 152 70 12430 87 92 09 09 125 114
Insurance pt/% 1675 06 -10 -00 08 126 59 5705 114 114 12 11 128 111
HSBC HOLDINGS EUR/% 82 -04 -13 <15 20 165 115 1640 78 84 12 11 145 137
BNP PARIBAS EUR/% 638 -01 -13 -36 -51 177 54 797 85 83 08 08 102 101
BANCO SANTANDER EUR/% 55 01 -04 -06 -19 302 134 893 73 81 09 09 121 107
UBS GROUP EUR/% 145 09 05 08 20 98 10 558 82 95 12 11 131 117
CREDIT SUISSE GROUP EUR/% 136 14 -02 30 91 203 183 348 44 70 09 09 209 126
ING EUR/% 153 01 -20 16 —11 188 143 594 103 102 12 11 15 13
BARCLAYS EUR/% 21 17 33 -20 76 -115 -17.0 34 28 61 06 05 126 89
ALLIANZ EUR/% 1973 04 -21 06 78 297 257 880 107 109 13 12 123 116
AXA EUR/% 51 11 -08 -10 03 130 47 609 90 94 09 08 101 96
PRUDENTIAL PLC EUR/% 211 11 23 35 28 236 155 545 215 207 29 22 133 124
ZURICH INSURANCE GROUP EUR/% 2543 00 -19 13 04 157 84 385 98 116 14 14 147 124
SWISS RE EUR/% 790 04 -10 18 41 01 -43 276 32 81 09 09 261 108
MUENCHENER RUECKVER EUR/% 1907 02 -29 35 74 102 62 296 32 83 10 10 539 119




