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Fixed Income = St 1D W 1M 3M YoY  YTD News

sh= ZAH(3W) %/bp 218 88 176 350 453 777 544 |1. 9% 20% RE= FLEAL SHZ 2| CHE WECHEHE)
Bk 2Af(5H) %,/bp 242 77 208 398 486 964 619 |-2UY, 26U FHEASTH AMZ 2| HIH IHH LISt 3|o| T
s 2109 %/bp 254 43 114 233 298 910 469 |-HHOIM HXY 8~16%p2| FLEAL CH| IHAR 2Tt 3~11%p
A | Spread(10E-39) bp/bpchange 3610 45 62 -117 -155 133 -75|2Z0= QIstel o= ojjAat
A8 Spread(ZAHHBBB-, 3Y) bp/bpchange 679.60 -1.0 0.2 0.8 1.7 27.8 16.9
0]=2 SxH(109) %/bp 246 29 143 225 174 668  -1.4 (2 ISA & E3 L FHE 27| A3 AIS2H(01Z)
0|2 2X|7|22|(30%) %/bp 418  FZb 40 14.0 1.0 470 -21.0 |-A5ed F8UH & HSC 2 UAY ISA-AUE0| Ot0|HAY
S Fx(104) %/bp 042 -67 20 07 146 330 240 |32 ++2(LUES) HAGI=S o2t HFst2ds HE A
Qs 2fH(10H) %/bp 007 00 03 36 09 13.4 3.0 |-XEHE 2HE S8FXIHR S210] O|RIX|X| 4RA7| WY
St CDS(5W) bp/bpchange 71.71 13 19 -35 298 782 636
Currency 3. ot O[ohEtAH Yt A = OlC|Z2(2 oY)
USD/KRW /% 11246  -03 -07 -1 02 -08 69 |-2%Y X2 280 WItAZYA B3 X 2Bt = A
EUR/KRW /% 13303 03 -05 ~-1.2 1.9 7.8 53|24
HKD/KRW /% 1441 -03 -07 -10 03 -14 75 |-H3AH= A2 X7|1 Qs Azt
JPY/KRW /% 99 -03 -16 -25 -16 -89 -46
Dollar Index pt/% 94.6 1.0 15 1.8 10 -4 —7.8 |4. "ROE S2f2t" /432 1B, 7|04l =HTH(GE)
EUR/USD ©2/% 12 -14 =17 -12 -07 6.8 1.1 | -85 H, 98 AT Of4X| 3ETHT| ALZALK 13002 L
USD/CNY 2Iot/% 6.6 0.1 0.4 00 -1.6 -19  —45 |dAL HRAME ADAHHZ Xt2 X[
Commodity -SKHHO|= SDAHH Ao 2 X5 X|#
WTI =af/HiE, % 526 09 22 0.9 72 -13  -78
Korea Market 5. H2|E2E33d, IPIRE &3 AH|A AA|(TL])
L™ A2 ESSVESS 113 23 o1 2.8 15 2.7 5.7
KOSPI Te/=¢ 7.1 2.1 0.3 23 0.7 2.4 4.1 |6. OlCHORE! =T S&tof-- 23, 387|0= £|10 Mx(etH)
KOSDAQ Zo/xH 42 02 -0.1 0.5 0.8 03 1.5 [- KBE&, 201 £& &9 2X 75772 A Z|oH!
OZHojEr2* Z/% 243 -1 =24 07 <62 12.9 6.7 |-28l2, 1= 37852l AfE 29| 0|0 Ho{A
830 Z2/% 250 07 29 1.9 41 223 285
PNE=E=ONG Z/% 8.6 10 28 -08 03 138 27.6 (7. Y=, & DTIH| A[YA| Z|CH 302t o072t HE(mo|H-E
OlE} S 2 X1 /% 164 05 30 34 63 274 290 |%2)
SHnE
HSCEI pt/% 11,4462 -04 08 44 5.7 180 229
HSCEI Put Option 10 1 -2 -30 -60 -731 -836
HSCEI Call Option 643 -15 39 247 268 405
Euro Stoxx 50 pt/% 3,637.2 1.3 1.0 2.9 4.2 18.1 11.2

2 37t 5%

KOSPI pt/% 24806 -05 03 46 15 226 224 155085 111 107 1.1 10 106 95
oy pt/% 34391 -04 20 24 -50 292 289 90,487 88 83 06 06 71 72
23 pt/% 13,4223 -05 35 68 -03 143 174 67979 68 64 09 09 103 98
=3 pt/% 22471 =21 29 20 -131 223 278 24565 88 82 08 08 95 93
KB2g KRW/% 58,800 -05 26 87 -15 374 374 24585 102 90 07 07 74 717
PIIONES KRW/% 51,700 08 18 41 -21 179 143 24516 102 92 08 07 76 719
siLtae KRW/% 48800 -24 30 55 -60 518 562 14445 82 81 06 06 77 73
SEIE KRW /% 17500 00 -03 -1.1 -91 400 373 11830 83 79 06 06 71 75
IS L] KRW/% 15000 07 49 79 -38 153 189 845 75 73 05 05 68 67
BNK2S KRW /% 9980 04 -0 14 97 44 150 3253 79 80 05 04 59 56
peB2g KRW /% 10,250 -10 -10 10 -128 31 49 1734 85 85 04 04 53 50
FUveET= KRW/% 36600 -04 10 07 -104 247 -78 4240 51 49 06 06 113 115
A KRW/% 132500 -07 69 147 47 199 17.8 26500 51 50 08 08 165 156
ShotA KRW /% 7960 -16 96 178 38 284 219 6913 59 54 07 06 91 89
SO KRW/% 8520 65 95 111 -138 -27.8 -329 1375 94 72 05 05 85 73
AbBTY KRW/% 281,000 -05 1.1 07 44 -43 47 13312 95 87 11 10 120 121
Sy KRW/% 74700 -09 03 42 -78 52 195 5289 152 145 11 10 79 75
SO KRW/% 47550 -11 30 66 26 314 510 4251 160 153 12 11 79 73
VEIES-5 KRW/% 26600 02 75 92 106 668 739 2935 197 179 16 14 86 84
a|2Hof A2 KRW/% 9990 30 -44 29 -108 277 380 6657 65 66 08 08 129 122
NHEXIEH KRW/% 14000 -1.1 -17 60 54 376 461 3968 73 69 08 08 118 119
PEEERIES KRW/% 63000 -35 -43 21 -141 511 504 3511 124 15 10 09 79 79
ARz KRW/% 35550 -07 -04 35 -137 41 156 3175 60 58 07 07 122 116
NEIES=E KRW /% 4395 30 -48 06 -174 285 270 2662 147 125 09 08 78 75
Jle5 KRW/% 71500 -08 -18 26 -180 20 -07 1580 164 141 11 09 70 7.
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25% J|& **HSCEI Put Option(12/28/17, 9,200pt), HSCEI Call Option(12/28/17, 11,000pt)
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S&P 500 pt/% 25604 01 -01 25 33 197 144 227004 162 169 31 29 194 175
Banks pt/% 3245 06 31 65 82 410 142 14825 89 96 13 12 149 133
Insurance pt/% 4064 00 02 46 44 264 150 6214 86 100 14 13 167 133
Diversified Finan Serv pt/% 6411 08 12 49 71 336 164 11689 115 121 18 17 189 167
JP Morgan UsD/% 1017 07 37 86 107 472 179 3580 106 113 15 14 148 134
Wells Fargo USsD/% ss6 07 35 34 13 205 09 2741 111 113 15 14 139 129
BOA UsD/% 277 04 44 118 146 644 255 2901 79 89 11 11 152 128
Citi USD/% 738 02 12 40 85 476 242 1951 67 72 09 09 141 125
Goldman Sachs UsD/% 2417 00 07 51 88 365 09 97.4 102 102 13 12 128 119
US Bancorp USD/% 543 03 13 13 36 228 57 908 133 133 20 19 159 145
AlG UsD/% 649 -04 -03 72 05 61  -07 586 45 66 08 07 192 123
CHUBB USsD/% 1548 04 05 93 75 219 171 720 79 95 14 14 210 145
METLIFE UsD/% 542 05 23 53 112 297 129 575 90 105 11 11 120 113
PRUDENTIAL FINANCIAL USsD/% 1119 06 21 56 -03 334 75 478 111 117 11 10 110 100
MARSH & MCLENNAN UsD/% 814 -37 -35 -27 14 287 204 417 291 282 57 58 214 195
TRAVELERS USD/% 1319 01 -09 76 47 212 718 31 85 93 15 14 176 138
VISA UsD/% 1098 03 26 67 89 343 407 2497 254 288 82 76 320 270
MASTERCARD USD/% 1466 02 11 59 119 420 420 1561 781 762 240 184 330 277
BLACKROCK USD/% 4735 09 -07 90 94 392 244 770 124 136 25 24 212 187
SCHWAB USD/% 454 16 48 59 60 411 149 607 149 157 37 32 280 230
3=

ABHESE K| pt/% 34076 03 1.1 19 49 95 98 334804 116 114 16 15 147 131
CSI 300 Banks /% 59988 -09 -22 05 -08 126 121 67132 133 128 09 08 70 66
a8 CNY/% 70 -14 -40 06 45 338 287 14528 145 140 10 09 73 69
=Y CNY/% 37 -19 -39 =31 -0.5 17.5 19.4 1,1822 141 136 09 08 64 60
Z223(B0C) CNY/% 40 -17 -45 36 34 180 163 11236 119 116 08 07 69 65
Fares CNY/% 266 -09 -20 45 25 491 509 6681 161 158 15 13 97 87
Z3 morey CNY/% 614 22 30 145 172 796 733 10914 178 184 25 22 156 132
Mgt M CNY/% 293 00 17 52 35 358 216 7682 79 91 26 24 342 276
ZIAMALESOE CNY/% 406 23 17 108 180 388 460 3439 102 112 26 23 263 223
amc = CNY/% 179 04 07 06 28 69 116 2103 78 85 15 14 197 174
stols =3 CNY/% 147 -01 08 00 -09 -82 64 1559 80 89 14 13 192 166
XAt S CNY/% 198 03 -13  -55 107 104 211 1242 94 103 20 19 231 204
siEf0 5 CNY/% 205 -15 -33  -66 47 50 149 1373 79 88 17 16 218 182
U2

TOPIX pt/% 17539 01 14 54 78 269 155 6551874 78 76 14 13 156 144
Banks pt/% 1954 02 28 59 64 281 30 453027 66 63 06 06 106 104
Insurance pt/% 10240 03 41 89 53 322 78 139922 70 73 09 08 120 113
Diversified Finan Serv pt/% 6816 -02 -1 5.0 6.0 21.8 10.2 8,632.7 11.7 1.3 1.2 1.1 109 103
MITSUBISHI UFJ PY/% 7697 06 49 68 87 439 69 107971 63 65 07 06 111 104
SUMITOMO MITSUI FINANCIAL PY/% 45200 04 23 59 74 278 13 63933 80 68 07 06 88 96
MIZUHO FINANCIAL PY/% 2049 01 26 41 36 186 -23 52023 76 66 06 06 83 94
SHIZUOKA BANK LTD PY/% 10800 01 14 75 76 237 100 6967 40 50 07 07 207 142
JAPAN POST HOLDINGS PY/% 13100 05 08 -29 -58 05 -102 58950 12 35 04 04 497 129
TOKIO MARINE HOLDING PY/% 48710 -04 36 112 43 211 16 36436 82 78 10 10 126 129
DAI-ICHI LIFE HOLDINGS PY/% 21685 04 38 100 123 463 114 25979 66 57 08 08 121 131
MS&AD INSURANCE GROUP PY/% 38720 09 38 76 -03 285 68 22972 70 79 08 08 114 96
NOMURA HOLDINGS PY/% 6747 27 22 70 23 346 -21 25791 97 85 08 08 102 101
ORIX PY/% 19230 -05 -02 66 92 187 54 25463 114 116 10 09 91 83
DAIWA SECURITIES GROUP PY/% 7093 54 57 111 48 192 -5 12054 84 75 09 09 116 124
JAPAN EXCHANGE GROUP PY/% 20530 02 -29 66 27 292 229 11272 162 167 41 40 268 256
Sd

BES00 pt/% 2635 10 06 20 26 147 87 94281 91 95 19 18 166 152
Banks pt/% 1017 05 13 16 -13 240 107 12825 88 91 10 09 129 116
Insurance pt/% 1710 19 23 57 26 198 82 5749 113 113 12 12 129 114
HSBC HOLDINGS EUR/% 84 07 05 38 -09 200 137 1688 77 86 12 12 148 139
BNP PARIBAS EUR/% 683 12 15 33 37 291 128 853 85 84 09 09 108 105
BANCO SANTANDER EUR/% 58 32 43 26 01 326 192 932 72 80 10 09 127 112
UBS GROUP EUR/% 148 08 21 62 -05 301 118 570 82 96 12 12 130 117
CREDIT SUISSE GROUP EUR/% 138 06 32 65 91 262 192 353 45 72 09 09 211 129
ING EUR/% 160 01 16 48 13 337 195 621 101 103 12 12 121 T8
BARCLAYS EUR/% 21 =74 -s0  -31/ -136 03 -184 31 29 59 05 05 110 84
ALLIANZ EUR/% 2000 17 21 80 119 406 274 892 108 109 13 12 124 118
AXA EUR/% 58 11 20 47 27 247 77 626 88 90 09 09 105 99
PRUDENTIAL PLC EUR/% 211 14 19 90 23 339 149 546 216 209 29 26 131 123
ZURICH INSURANCE GROUP EUR/% 2615 26 33 69 46 196 107 396 100 117 15 14 150 126
SWISS RE EUR/% 812 35 42 113 26 18 -22 224 42 80 09 09 220 110
MUENCHENER RUECKVER EUR/% 1934 38 37 100 66 89 76 300 41 79 10 09 311 119




